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Raport semestrial privind activitatea FDI BCR Obligatiuni
in primul semestru din anul 2012

1. Generalitati

Prezentul raport descrie situatia fondului deschis de investitii BCR Obligatjuni la data de 30 iunie 2012 si evolutia acestuia in
prima jumatate a anului 2012.

Fondul deschis de investitii BCR Obligatjuni, administrat de SAI ERSTE Asset Management SA, denumit in continuare Fondul,
este autorizat de C.N.V.M. prin Decizia nr. 1872/09.10.2007 si este inregistrat cu nr. CSCO6FDIR/400039 in Registrul Public al
C.N.V.M.

Durata Fondului este nelimitata, neexistand o data finald pentru achizitionarea sau rascumpararea unitatilor de fond.

In conformitate cu standardul European Fund and Asset Management Associaton — EFAMA, unde si Asociatia
Administratorilor de Fonduri este membrd, in functie de politica de investitii anuntaté in prezentul prospect de emisiune, Fondul este
un fond de obligatjuni si instrumente cu venit fix. Conform acestei clasificari, fondurile de obligatjuni si instrumente cu venit fix nu pot
investi in actiuni.

Avénd in vedere obiectivele si politica de investitii a Fondului, acesta se adreseaza persoanelor care sunt dispuse sa isi asume
un grad de risc scazut spre mediu.

Societatea de administrare a Fondului este SAI ERSTE Asset Management SA, denumita in continuare SAI ERSTE, constituita
in conformitate cu dispozitile Legii nr. 31/1990 privind societatile comerciale, cu modificérile si completarile ulterioare precum si
conform reglementarilor specifice aplicabile pietei de capital, inregistrata la Oficiul Registrului Comertului sub nr. J40/17060/2008,
Cod Unic de anegistrare 24566377; societatea de administrare a investitilor a fost autorizatd de C.N.V.M. prin Decizia nr.
98/21.01.2009 si inregistratd cu numarul PJRO5SSAIR / 4000028 din Registrul Public al C.N.V.M. avand sediul in Bucuresti, str.
Uruguay nr. 14, sector 1, tel: 0372 269 999; e-mail: office@erste-am.ro; adresa de web: www.erste-am.ro.

Tn baza Contractului de depozitare incheiat de SAI ERSTE, depozitarul Fondului deschis de investiti BCR Obligatiuni este
BANCA COMERCIALA ROMANA SA, cu sediul in Bucuresti, Bulevardul Regina Elisabeta nr.5, inmatriculata la ORC sub nr.
J40/90/23.01.1991, Cod unic de inregistrare R361757, inscrisd in Registrul Bancar sub nr. RB-PJR-40-008/1999, inscrisa in
Registrul Comisiei Nationale a Valorilor Mobiliare (CNVM) sub nr. PJR10/DEPR/400010 din 04.05.2006.

La data de 29.06.2012, fondul BCR Monetar (fond absorbit) a fuzionat cu Fondul (fond absorbant).

Motivatia fuziunii este prezentatd mai jos.

Autoritatea Europeana pentru Piete si Valori Mobiliare a decis sa modifice regulile de functionare a fondurilor monetare pentru
a le face mai sigure pentru investitori. Modificarile facute de organismul european au fost preluate ca litera de lege de reglementarile
locale i astfel toti administratorii roméni de fonduri monetare au trebuit s& se alinieze la noile standarde. Aceasta aliniere trebuia
facutd pana la data de 30 iunie si presupune ca fondurile monetare sa investeascé in instrumente cu o "duratd de viatd" mult mai
redusa si cu rating ridicat, astfel ca riscul la care este expus investitorul sa fie redus. Pentru a ramane fonduri monetare si dupa data
de 30 iunie 2012, acestea nu mai au voie sa investeasca in obligatiuni cu o maturitate mai mare de doi ani, in conditiile in care
unele dintre acestea au acum in portofoliu i titluri cu maturitati pe zece ani.

O fuziune in folosul investitorilor

Tn urma unei analize amanuntite a fondurilor din portofoliu, structura de investitori, comportamentul acestora, orizontul de
investitie si durata de detinere, dar si structura investitiilor, am ajuns la concluzia ca intre BCR Monetar si BCR Obligatjuni era o
similitudine de 80% si am decis ca cea mai buna solutie pentru investitori este s& unim cele doud fonduri.

Astfel, fondul BCR Monetar a fost absorbit de fondul de obligatiuni BCR Obligatiuni. Noul fond BCR Obligatiuni a ajuns in urma
fuziunii la active nete de 3,2 mld. lei de la peste 90.000 de clienti.

Anvergura tranzactiei este o premiera pentru piata locald, iar rezultatul este cel mai mare fond mutual din Roménia.

Fara costuri suplimentare
La transferul din BCR Monetar in BCR Obligatiuni, investitorii nu au suportat nici un cost suplimentar:

- nu s-a aplicat comision de subscriere la transferul in BCR Obligatiuni;
- nu exista implicatii fiscale, respectiv investitorii BCR Monetar nu platesc impozit in urma acestei operatiuni.



Ce inseamna concret fuziunea?

Concret, pentru investitorii FDI BCR Monetar, fuziunea inseamna conversia matematica a numarului de unitafi de fond BCR
Monetar detinute, Tntr-un numar echivalent de unitati de fond BCR Obligatjuni.

Rata de conversie se bazeaza pe un calcul matematic, respectiv raportul dintre VUAN-urile celor 2 fonduri BCR Monetar si BCR
Obligatjuni, calculatd in data de 29.06.2012 si are valoarea de 0,98568153.

Exemplu concret:
VUAN BCR Monetar (28.06.2012)

Rata conversie = 1 n BCR obligatiuni (28062012 - 090968153

Daca un client detinea 1.000 unitéj de fond la BCR Monetar, in urma fuziunii detine un numér de 985,68 unitati de fond BCR
Obligafjuni.
1.000 unitati BCR Monetar = 985,68 unitati de fond BCR Obligatiuni

Prospectul de emisiune si Regulile Fondului nu se modifica. in consecinta, in cazul investitorilor Fondului nu este afectata situatia
detinerilor.

2. Evolutia macroeconomica a Romaniei in primele sase luni ale anului 2012

Evolutia economicd a Roméniei in prima parte a anului a continuat sa fie sub asteptari, inregistrand in primul trimestru o
scadere a produsului intern brut de 0,1% (evolutie fatd de trimestrul precedent), marcand astfel intrarea intr-o recesiune tehnica,
dupé ce in trimestrul patru din 2011 economia s-a contractat cu 0,2%. Consumul final al populatiei, care reprezinta cea mai
importanta componenta PIB, cu o pondere 60,7% din total, a inregistrat o scadere de 1,6% in primul trimestru.

Daca analizdm ultimele patru trimestre, economia Roméniei a ncetinit ritmul, inregistrand o crestere economica de 0,3%.
Evolutia pe componente aratd o scadere a industriei (-0,4%), a constructiilor (-1,2%) precum si a sectorului financiar (-1,2%) si
imobiliar (-1,0%). Sectoarele care au inregistrat un plus economic in ultimele patru trimestre au fost agricultura (+4,2%), comertul
(+0,7%) precum si informatiile si comunicatiile (+2,6%).

Evolutia Produsului Intern Brut
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in ceea ce priveste bugetul consolidat, acesta a inregistrat in primele cinci luni din 2012 un deficit de 7,23 miliarde lei, respectiv
1,19% din PIB. Acest nivel este comparabil cu cel inregistrat in aceeasi perioada din 2011 cand deficitul era de 7,42 miliarde lei
(1,28% din PIB). Tinta negociata cu Fondul Monetar International pentru deficitul pe 2012 este de 2,2%, aceasta fiind una destul de
ambitioasa tin&nd cont de faptul c& anul trecut deficitul pe intregul an a fost de 4,12% din PIB. La nivelul executiei bugetare
veniturile au crescut cu 9,6% pana la nivelul de 77,55 miliarde lei, fiind impulsionate de cresterea incasarilor din impozitul pe salarii
cu 18,9%, a incasérilor din contributii de asigurari cu 7,7% precum si avansul incasarilor din TVA cu 6,9%. In ceea ce priveste
cheltuielile bugetare, acestea au crescut in primele cinci luni cu 8,5% pana la nivelul de 84,78 miliarde lei. Cheltuielile de personal
au stagnat Tn aceasta perioada (+0,5%) in timp ce costurile cu asistenta sociald au inregistrat o usoara scadere de 1,2%. Costurile
cu bunuri si servicii au Tnregistrat o crestere de 11,7%, costurile cu proiectele finantate din fonduri externe au inregistrat si ele un
avans considerabil, de 55,6% péna la nivelul de 5,58 miliarde lei in timp ce investitiile au crescut cu 33,1% pana la 6,77 miliarde lei.

In primele cinci luni ale anului 2012, datoria publica a Roméniei a crescut cu 14,5 miliarde lei, pana la valoarea de 237,76
miliarde lei, respectiv 39,0% din produsul intern brut. Aproximativ 45% din aceasta este denominata in lei, restul datoriei fiind
denominata in EUR dar si in USD, JPY sau SDR.

Contul curent al balantei de plati a anegig,trat in primele cinci luni ale anului un deficit de 1,92 miliarde EUR, in scadere cu 22%
fata de aceeasi perioada din anul precedent. In aceasta perioada investitiile straine directe au insumat intrari de 0,46 miliarde EUR,
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in scadere cu 42% faté de anul 2011 si cu 68% fatd de anul 2010. Acestea au asigurat o finantare a deficitului balantei de plati de
doar 24%.

Rata somajului, conform Agentiei Nationale pentru Ocuparea Fortei de Munca, a scazut in primele sase luni de la 5,1% in
decembrie 2011 la 4,5% in iunie 2012. Numarul de someri inregistrati se situa la data de 30.06.2012 la nivelul de 404.938 persoane
inregistrate.
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Indicele preturilor de consum a continuat sa scada in primele sase luni ale anului, inregistrand la juméatatea anului un avans de
2,04% fatd de aceeasi perioada a anului precedent. Acest trend descrescator a fost influentat in primul rand de produsele
alimentare, care au inregistrat o scadere de 0,93%. Produsele nealimentare nregistrau un avans de 2,96% in timp ce serviciile au
crescut cu 5,77%.
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In ceea ce priveste evolutia cursului de schimb, prima parte a anului 2012 a fost caracterizatd de o usoara depreciere a leului
in fata monedei unice care a pierdut 3,0% din valoare in aceasta perioada, de la cotatia de 4,3197 la finalul anului trecut la valoarea
de 4,4494 |a data de 30.06.2012.

Evolutia cursului EURRON
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Pe parcursul primelor sase luni din anul 2012, Banca Nationald a Romaniei nu a operat nici o modificare asupra nivelului
dobénzii de politica monetara, precum nici asupra ratelor minime obligatorii, nivelul acestora ramanand la 15% pentru leu si 20%
pentru valuta. Nivelul dobanzii de politicd monetara este la 30.06.2012 de 5,25%.

Rata Dobanzii de Politica Monetara
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Tn primele Iuni ale anului i curs, dobanzile practicate pe piata interbancara au scézut constant de la 5,27% la inceputul anului
pana la un minim de 3,64% in luna martie. Incepand cu luna aprilie, dobanzile au inceput sa creasca odata cu intensificarea
tensiunilor politice, urcand abrupt spre nivelul de la inceputul anului.

Rata dobanzii interbancare pentru plasamentele cu scadenta la o luna (ROBID)
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Tn ceea ce priveste obligatiunile suverane, randamentul acestora a inregistrat o evolutie usor similara cu cea a dobanzilor
interbancare. Randamentele la titlurile de stat cu scadenta la trei ani se situau la inceputul anului in jurul a 6,90% urménd ca in
aprilie sa coboare pana in jurul unui randament de 6,00%. La finalul lunii iunie, randamentul acestora urcase la nivelul de 6,20%. Pe
parcursul primelor sase luni, Ministerul de Finante a vandut titluri in valoare de 35,99 miliarde lei, precum si titluri denominate in
USD in valoare de 2,25 miliarde dolari.

3. Obiectivele Fondului Deschis de Investitii BCR Obligatiuni

Conform prospectului de emisiune, obiectivul investitional al Fondului consta in mobilizarea de resurse financiare in vederea
efectuarii de plasamente pe pietele monetare si de capital in conditiile unui grad redus spre mediu de risc asumat.

Fondul va efectua plasamente in instrumente cu venit fix in proportie de minim 90%, dar si in depozite, certificate de trezorerie
sau instrumente ale pietei monetare, in scopul obtinerii unor randamente superioare unui benchmark care reflecta alocarea
strategica a Fondului.

Alocarea strategica a Fondului prevede investirea a 90% din active in instrumente cu venit fix, restul de 10% fiind plasat in
instrumente ale pietei monetare.

R=[]{1+0.9*[(1+ ROBIDL2M, )" ~1] +0.1*[(1+ ROBIDIM, )" ~1]} -1
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ROBI D' = Rata medie oficiala a dobanzilor pe piata monetara la care bancile atrag depozite, stabilitd in ziua i

|_| = Produs

N = Numarul de zile calendaristice din an
4, Politica de investitii a fondului BCR Obligatiuni

Politica de investitii a Fondului are ca obiectiv stabilitatea din punct de vedere al performantei si mentinerea unui grad optim de
lichiditate, cu respectarea conditiilor legale impuse de C.N.V.M.

Politica de investitii @ Fondului va urmari mentinerea unui nivel sc&zut spre mediu al riscului prin plasarea in conditii optime de
diversificare a resurselor atrase in obligatiuni emise de entitati supranationale, de stat si municipale, in obligatiuni sau alte
instrumente cu venit fix emise de companii cu grad de risc redus, precum si in certificate de trezorerie si depozite bancare la cele
mai importante banci locale.

Fondul nu va investi in titluri de participare emise de alte OPCVM si/sau AOPC mai mult de 10% din activele sale conform art.
101 alin.(1) pct.d) din Legea nr. 297/2004.

Pentru plasamentele in valori mobiliare si instrumente ale pietei monetare emise sau garantate de state nemembre, SAl
ERSTE Asset Management SA va solicita aprobarea CNVM si ulterior aprobarii va comunica investitorilor intentia sa investitionald
printr-o nota de informare publicata in Ziarul Financiar.

structura portofoliului:

Evolutia structurii portofoliului FDI BCR Obligatiuni
BCR Obligatiuni
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5. Evolutia FDI BCR Obligatiuni din punct de vedere a activului net, a activului unitar net si a numéarului de
investitori

In ceea ce priveste activul net al Fondului, acesta a crescut in aceasta perioada cu 2.010,460 milioane RON, de la valoarea de
1.229,323 milioane RON pana la 3.239,783 milioane RON, respectiv o crestere de 54,99%. Aceasta crestere reflecta atat cresterea
organica a fondului cét i fuziunea realizata cu fondul FDI BCR Monetar.

In aceasté perioadd, fondul a inregistrat o crestere a valorii unitatii de fond cu 3,41%. Graficul de mai jos prezinta evolutia
unitétii de fond BCR Obligatiuni in anul 2012 in comparatie cu randamentul jalon (benchmark).

Evolutia valorii unitare a activului net al FDI BCR Obligatiuni

BCR Obligatiuni - Performanta in 2012
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Evolutia activului unitar de la constituirea FDI BCR Obligatiuni

Fondul BCR Obligatiuni a fost lansat, in 16 noiembrie 2007, de la o valoare a unitaii de fond de 10 RON, ajungand la 30 iunie
2012 la o valoare de 15,8317 RON, inregistrand o crestere a valorii unitétii de fond de 58,32%. Evolutia valorii unitétjii de fond de la
lansare pana la 30.06.2012, in comparatie cu randamentul jalon (benchmark) este prezentata in graficul urmator:

BCR Obligatiuni - Evolutie de la lansare
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Tn primul semestru din anul 2012, volumul subscrierilor in Fond a fost de 487 milioane RON, s-au rascumparat unitati de fond
in valoare de 185 milioane RON, fondul inregistrand astfel subscrieri nete pozitive in valoare de 302 milioane RON.

Evolutia lunara a subscrierilor i a rascumpardrilor pentru FDI BCR Obligatiuni
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BCR Obligatiuni Net (RON)

La sférsitul anului 2011, fondul BCR Obligatiuni avea 37.471 investitori, iar la sférsitul primului semestru a avut un numar de
investitori de 94.714, din care 2.637 sunt persoane juridice. Numarul mare de investitori de la sfarsitul perioadei de raportare este
datorat predominant fuziunii cu fondul BCR Monetar, care a avut loc in data de 29 iunie 2012. fn urma fuziunii, toti investitorii din
BCR Monetar, care nu au decis rdscumpararea integrala a unitétilor de fond detinute, au fost transferati in BCR Obligatjuni.

Evolutia lunara a numarului de investitori in BCR Obligatiuni
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Tn cazul Fondului, majoritatea investitorilor au varsta de peste 55 de ani (peste 50% din investitori ) urmati de categoria de
investitori cu varsta cuprinsa intre 45 si 55 de ani (20% din investitori), in timp ce 30% din investitori sunt mai tineri de 45 de ani.
Suma detinutd in medie de investitori in acest fond este de aproximativ 34.200 RON.

Structura investitorilor in fondul BCR Obligatiuni pe grupe de vérsta la data de 30.06.2012

BCR Obligatiuni

Legenda:
Sub 14 ani: 0,1%
Intre 14 si 18 ani: 0,1%

E— Intre 18 si 25 ani: 2,3%
Intre 25 §i 30 ani: 4.1%
Intre 30 si 35 ani: 5,8%

35<xS40(1.3%) Intre 35 si 40 ani: 7,3%
Intre 40 si 45 ani: 11,0%
Intre 45 si 50 ani: 8,0%
Intre 50 si 55 ani: 11,3%
Intre 55 si 60 ani 14,4%
A Peste 60 ani: 35,6%

60 < x(35.6 %)

45 <x <50 (8.0 %)

55 <x <60 (14.4 %)“
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6. Schimbari semnificative in continutul prospectului de emisiune

La data de 29.06.2012, fondul BCR Monetar (fond absorbit) a fuzionat cu fondul BCR Obligatiuni (fond absorbant). Astfel
investitorii in FDI BCR Monetar existenti la data de 29.06.2012, au fost transferati in FDI BCR Obligatjuni. Corespunzator detinerilor
in FDI BCR Monetar, investitorii transferati au primit numarul de unitéti de fond BCR Obligatiuni echivalent, calculat in conformitate
cu rata de conversie de la data fuziunii, de la data transferului fiindu-le aplicabile prevederile prospectului de emisiune al Fondului
autorizat de C.N.V.M.. Tn semestrul | 2012, prospectul de emisiune al Fondului nu a fost modificat.

Performantele inregistrate de Fond pana in prezent nu reprezinta o garantie a performantelor viitoare.

Prezentul raport contine si situatiile de raportare din Anexa nr 10 — Regulamentul C.N.V.M. nr.15/2004, in forma si continutul
impuse de Comisia Nationala a Valorilor Mobiliare.

Presedinte/Director General Director Executiv Financiar
Dragos Valentin Neacsu Valentina Berevoianu



Situatia activelor si obligatiilor FDI BCR Obligatiuni

Inceputul perioadei de raportare 01.01.2012

Sfarsitul perioadei de raportare 30.06.2012

Denumire element ; ; ; : Diferente (Lei)
% din act % din act. Valuta Lei % din % din act. Valuta Lei
net tot. act net tot.

| Total active 100.18 100.00 RON 1,231,820,592.05 | 100.22 113.98 RON 3,243,882,349.55 | 2,012,061,757.50
1. Valori mobiliare si instrumente ale pietei monetare, din care: 77.33 7719 RON 950,816,055.30 76.16 89.95 RON 2,467,260,384.45 | 1,516,444,329.15
1.1. Valori mobiliare si instrumente ale pietei monetare admise sau 25,00 24.96 RON 307,416921.50 | 24,66 2463 RON | 798,909,114.66 | 49149219316
tranzactionate pe o piata reglementata din Romania, din care:
Actiuni tranzactionate
Actiuni netranzactionate in ultimele 90 zile
Drepturi de preferinta
Obligatiuni emise de catre administratia publica locala 0.94 0.94 RON 11,525,345.04 0.66 0.66 RON 21,542,993.71 10,017,648.67
Obligatiuni emise de catre administratia publica centrala 2340 23.36 RON 287,702,370.04 23.59 23.57 RON 764,426,382.75 476,724,012.71
Obligatiuni tranzactionate coorporative 0.67 0.66 RON 8,189,206.42 0.40 0.40 RON 12,939,738.20 4,750,531.78
1.2. Valori mobiliare si instrumente ale pietei monetare admise sau 43.36 43.28 RON 53311453334 | 3085 44.70 RON 999,425907.09 | 466,311,373.75
tranzactionate pe o piata reglementata dintr-un stat membru, din care:
Actiuni
Obligatiuni tranzactionate corporative, denominate in EUR 0.00 0.00 EUR 0.00 0.98 0.98 EUR 31,737,868.45 31,737,868.45
Obligatiuni tranzactionate corporative, denominate in RON 29.83 29.77 RON 366,751,065.77 16.74 16.72 RON 542,487,095.12 175,736,029.35
Obligatiuni emise de catre administratia publica centrala, denominate in
EUR 9.34 9.32 RON 114,800,947.69 5.82 7.65 RON 188,650,001.46 73,849,053.77
Obligatiuni emise de catre administratia publica centrala, denominate in 0.00 0.00 USD 0.00 3.04 15.99 USD 197 771 522.72 197 771 522.72
UsD : : . . . 171,522 171,522
Obligatiuni emise sau garantate de administratia publica locala, denominate 419 419 EUR 51562519.88 3.34 3.34 EUR 108.214.751.65 56 652.231.77
in EUR : : 002,019 . : 214,751 ,652,231.
Obligatiuni emise sau garantate de administratia publica locala, denominate
in RON 0.00 0.00 RON 0.00 0.02 0.02 RON 564,667.69 564,667.69
1.3. Valori mobiliare si instrumente ale pietei monetare admise la cota
oficiala a unei burse dintr-un stat nemembru sau negociate pe o alta 0.00 0.00 0.00 0.00 0.00 0.00 0.00
piata reglementata dintr-un stat nemembru, care opereaza in mod ’ ’ ' ' ' ’ ’
regulat si este recunoscuta si deschisa publicului, aprobate de CNVM
2. Valori mobliare nou emise 0.00 0.00 0.00 0.00 0.00 0.00 0.00
3. Alte valori mobiliare si instrumente ale pietei monetare mentionate la 8.97 8.95 RON 110.284.600.46 20.65 20.62 RON 668.925.362.70 558.640.762.24

art.102 (1) lit.a) din Legea nr.297/2004, din care:




Valori mobiliare netranzactionate pe o piata reglementata:

Actiuni

Obligatiuni emise de catre administratia publica locala 8.97 8.95 RON 110,284,600.46 20.65 20.62 RON 668,925,362.70 558,640,762.24
Obligatiuni corporative

4. Depozite bancare, din care: 11.06 11.04 RON 136,038,611.37 25.58 25.55 RON 828,870,437.22 692,831,825.85
4.1. Depozite bancare constituite la institutii de credit din Romania 11.06 11.04 RON 136,038,611.37 25.58 25.55 RON 828,870,437.22 692,831,825.85
4.2. Depozite bancare constituite la institutii de credit dintr-un stat membru

4.3. Depozite bancare constituite la institutii de credit dintr-un stat

nemembru

5. Instrumente financia!re derivate tranzactionate pe o piata 0.00 0.00 0.00 0.00 0.00 0.00 0.00
reglementata, din care:

5.1. Instrumente financiare derivate tranzactionate pe o piata reglementata

din Romania

5.2. Instrumente financiare derivate tranzactionate pe o piata reglementata

dintr-un stat membru

5.3. Instrumente financiare derivate tranzactionate pe o piata reglementata

dintr-un stat nemembru

5.4. Instrumente financiare derivate negociate in afara pietelor 022 022 RON 273388233 | -0.69 069 RON | -2549153380 | -22,757,65147
reglementate, din care:

Contracte forward fara livrare (NDF), EUR/RON -0.22 -0.22 EUR -2,693,982.33 -0.56 -0.56 EUR -18,087,049.45 -15,393,067.12
Contracte forward fara livrare (NDF), USD/RON 0.00 0.00 usb -39,900.00 -0.13 -0.13 usb -4,363,042.75 -4,323,142.75
Contracte forward EUR/RON 0.00 0.00 EUR 0.00 -0.07 -0.07 EUR -2,380,694.10 -2,380,694.10
Contracte forward USD/RON 0.00 0.00 usb 0.00 -0.02 -0.02 usb -660,747.50 -660,747.50
6. Conturi curente si numerar, din care: 0.00 0.00 RON 56,575.06 0.00 0.00 RON 161,863.92 105,288.86
Disponibil in cont curent, EUR 0.00 0.00 EUR 8,114.17 0.00 0.00 EUR 6,559.75 -1,554.42
Disponibil in cont curent, RON 0.00 0.00 RON 46,553.65 0.00 0.00 RON 152,001.02 105,447.37
Disponibil in cont curent, USD 0.00 0.00 usb 1,907.24 0.00 0.00 usb 3,303.15 1,395.91
Numerar in casierie

7. Instrumente ale pietei monetare , altele decat cele tranzactionate pe

o piata reglementata, conform art.101 (1) lit. g din Legea nr.297/2004, 12.01 11.98 RON 147,608,840.47 6.49 6.48 RON 210,276,106.56 62,667,266.09
din care:

Contracte de report pe titluri emise de administratia publica centrala 12.01 11.98 RON 147,608,840.47 6.49 6.48 RON 210,276,106.56 62,667,266.09

Titluri emise de administratia publica centrala




Certificate de depozit
8. Titluri de participare la OPCVM/AOPC 0.00 0.00 0.00 0.00 0.00 0.00 0.00
9. Dividende sau alte drepturi de incasat 0.00 0.00 0.00 0.00 0.00 0.00 0.00
10. Alte active, din care: 0.00 0.00 RON 34,392.18 -1.32 -1.31 RON -237,194,908.80 | -237,229,300.98
Cupoane de incasat
Sume in tranzit bancar
Sume virate la SSIF
Sume aflate la distribuitori
Sume in curs de rezolvare 0.00 0.00 RON 34,392.18 0.00 0.00 RON 100,736.62 66,344.44
Sume in decontare 0.00 0.00 RON 0.00 -7.32 -7.32 RON -237,295,645.42 | -237,295,645.42
Il Total obligatii 0.18 0.19 RON 2,261,136.32 0.13 0.13 RON 4,098,467.62 1,837,331.30
1. Cheltuieli pentru plata comisioanelor datorate S.A.l. 0.1 0.1 RON 1,392,972.05 0.10 0.10 RON 3,098,325.95 1,705,353.90
2. Cheltuieli pentru plata comisioanelor datorate depozitarului 0.02 0.02 RON 241,028.27 0.02 0.02 RON 543,079.31 302,051.04
3. Cheltuieli cu comisioanele datorate intermediarilor
4. Cheltuieli cu comisioanele de rulaj si alte servicii bancare 0.00 0.00 RON 4,738.00 0.00 0.00 RON 12,270.00 7,532.00
5. Cheltuieli cu dobanzile
6. Cheltuieli de emisiune
7. Cheltuieli cu plata comisioanelor/tarifelor datorate CNVM 0.01 0.01 RON 105,732.58 0.01 0.01 RON 269,939.73 164,207.15
8. Cheltuieli cu auditul financiar 0.00 0.00 RON 11,147.50 0.00 0.00 RON 0.00 -11,147.50
9. Comision subscriere 0.01 0.01 RON 129,339.75 0.01 0.01 RON 174,852.63 45512.88
10. Rascumparari de platit 0.03 0.04 RON 376,178.17 0.00 0.00 RON 0.00 -376,178.17
lll Valoarea activului net (I II) 100.00 99.81 RON 1,229,559,455.73 | 100.09 113.86 RON 3,239,783,881.93 | 2,010,224,426.20
Situatia valorii unitare a activului net
_ Perioada
Denumire element iir:::g: core:zl:lr:lzlzgoare Diferente
precedent

Valoare Activ Net

3,239,783,881.93

1,059,914,470.27

2,179,869,411.66

Numar de unitati de fond in circulatie

204,639,144.35

71,648,411.05

132,990,733.30

Valoarea unitara a activului net

15.8317

14.7933

1.0384




l. Valori mobiliare admise sau tranzactionate pe o piata reglementata din Roménia

SITUATIA DETALIATA A INVESTITIILOR LA DATA DE 30.06.2012
Fondul Deschis de Investitii BCR OBLIGATIUNI

1. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice locale

Data.ultirIlei Dobéan | Discount Pondere in Ponlder
. Simbol sedinte in _Nr._ . Data Data Data < Valoare Crester da | prima Pret Valoare total emn
Emitent obligatiune care obllgatlunl achizitiei cupon scadentd initiala & | cumula | cumulate piata totala obligatiuni activul
s-a detinute cupon zilnica < < A total
tranzactionat ta (4) emitent al OPC
lei lei lei lei lei lei % %

CJ Hunedoara 2006 HUE26 N/A 13,000 1-ian.-00 15-mai.-12 15-aug.-12 80.40 0.00 0.71 0.00 N/A 1,052,609.70 2.1667% | 0.032%
CJ Hunedoara 2006 HUE26 N/A 13,000 | 23-sep.-08 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 1,052,609.70 2.1667% | 0.032%
CJ Hunedoara 2006 HUE26 N/A 25,000 | 23-sep.-08 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 2,024,249.43 4.1667% | 0.062%
CJ Hunedoara 2006 HUE26 N/A 11,800 | 24-oct-08 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 955,445.73 1.9667% | 0.029%
CJ Hunedoara 2006 HUE26 N/A 10,000 7-iul.-10 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 809,699.77 1.6667% | 0.025%
CJ Hunedoara 2006 HUE26 N/A 400 | 13-sep.-10 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 32,387.99 0.0667% | 0.001%
CJ Hunedoara 2006 HUE26B N/A 8,000 1-ian.-00 15-mai.-12 15-aug.-12 80.40 0.00 0.71 0.00 N/A 647,759.82 1.3333% | 0.020%
CJ Hunedoara 2006 HUE26B N/A 14,000 | 14-sep.-09 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 1,133,579.68 2.3333% | 0.035%
CJ Hunedoara 2006 HUE26B N/A 700 | 14-sep.-09 15-mai.-12 15-aug.-12 77.99 0.02 0.71 0.02 N/A 55,005.83 0.1167% | 0.002%
CJ Hunedoara 2006 HUE26B N/A 1,500 | 15-sep.-09 15-mai.-12 15-aug.-12 78.79 0.02 0.71 0.01 N/A 119,064.75 0.2500% | 0.004%
CJ Hunedoara 2006 HUE26B N/A 500 | 15-sep.-09 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 40,484.99 0.0833% | 0.001%
Hunedoara 2007 HUE26A N/A 2,000 1-ian.-00 15-mai.-12 15-aug.-12 80.40 0.00 0.71 0.00 N/A 161,939.95 0.3333% | 0.005%
Hunedoara 2007 HUE26A N/A 400 | 13-sep.-10 15-mai.-12 15-aug.-12 75.22 0.02 0.71 0.05 N/A 30,335.59 0.0667% | 0.001%
Hunedoara 2007 HUE26A N/A 400 | 14-sep.-10 15-mai.-12 15-aug.-12 80.40 0.02 0.71 0.00 N/A 32,387.99 0.0667% | 0.001%
Municipiul Bacau BAC26A N/A 9,070 | 17-sep.-08 1-mai.-12 1-aug.-12 85.26 0.02 1.1 0.00 N/A 781,907.94 1.2957% | 0.024%
Municipiul Bacau BAC26A N/A 3,840 | 17-sep.-08 1-mai.-12 1-aug.-12 85.26 0.02 1.1 0.00 N/A 331,039.30 0.5486% | 0.010%
Municipiul lasi IAS28 N/A 30,520 | 25-sep.-08 15-mai.-12 15-aug.-12 97.06 0.02 0.76 0.00 N/A 2,985,611.02 3.0520% | 0.092%
Municipiul lasi IAS28 N/A 9,350 | 25-sep.-08 15-mai.-12 15-aug.-12 97.06 0.02 0.76 0.00 N/A 914,661.30 0.9350% | 0.028%
ORASUL PREDEAL PRD26 N/A 4,000 1-ian.-00 15-mai.-12 15-nov.-12 72.50 0.00 0.72 0.00 N/A 292,082.41 10.0000% | 0.009%
ORASUL PREDEAL PRD26 N/A 4,000 | 3-nov.-10 15-mai.-12 15-nov.-12 72.50 0.02 0.72 0.00 N/A 292,082.41 10.0000% | 0.009%
Orasul Teius TEU20 N/A 899 | 13-iun.-08 25-mai.-12 25-nov.-12 72.00 0.02 0.58 0.00 N/A 65,103.87 5.9933% | 0.002%
Primaria Alba lulia ALB25 N/A 500 9-iul.-09 16-apr.-12 15-oct.-12 70.30 0.02 1.16 0.00 N/A 35,558.12 0.0469% | 0.001%
Primaria Alba lulia ALB25 N/A 3,090 9-iul.-09 16-apr.-12 15-oct.-12 68.54 0.02 1.16 0.03 N/A 214,405.48 0.2901% | 0.007%
Primaria Alba lulia ALB25 N/A 2,852 9-iul.-09 16-apr.-12 15-oct.-12 70.30 0.02 1.16 0.00 N/A 202,823.54 0.2678% | 0.006%
Primaria Alba lulia ALB25 N/A 500 9-iul.-09 16-apr.-12 15-oct.-12 70.30 0.02 1.16 0.00 N/A 35,558.12 0.0469% | 0.001%
Primaria Alba lulia ALB25 N/A 986 7-iul.-10 16-apr.-12 15-oct.-12 61.86 0.02 1.16 0.14 N/A 61,935.90 0.0926% | 0.002%
Primaria Alba lulia ALB25 N/A 4,182 7-iul.-10 16-apr.-12 15-oct.-12 69.59 0.02 1.16 0.01 N/A 294,486.34 0.3927% | 0.009%
Primaria Alba lulia ALB25 N/A 274 | 13-sep.-10 16-apr.-12 15-oct.-12 69.60 0.02 1.16 0.01 N/A 19,296.31 0.0257% | 0.001%
Primaria Alba lulia ALB25 N/A 250 | 13-sep.-10 16-apr.-12 15-oct.-12 70.30 0.02 1.16 0.00 N/A 17,779.06 0.0235% | 0.001%
Primaria Alba lulia ALB25A N/A 14,789 9-iul.-09 16-apr.-12 15-oct.-12 70.30 0.02 1.16 0.00 N/A 1,051,738.20 1.3886% | 0.032%
Primaria Alba lulia ALB25A N/A 100 7-iul.-10 16-apr.-12 15-oct.-12 58.41 0.02 1.16 0.19 N/A 5,941.19 0.0094% | 0.000%

1




Primaria Alba lulia ALB25A NIA 1,000 | 13-sep-10 | 16-apr-12 | 15-0ct-12 67.16 0.02 116 005 | NA 68,031.07 |  0.0939% | 0.002%

Primaria Alba lulia ALB25A N/A 2,050 | 14-sep-10 | 16apr-12 | 15-0ct-12 70.30 0.02 116 000 | NA 14578831 |  0.1925% | 0.004%

Primaria Alba lulia ALB25A N/A 7039 | 3-nov-10 | 16apr-12 | 15-0ct-12 70.30 0.02 116 000 | NA 50058727 |  0.6609% | 0.015%

Primaria Alba lulia ALB25B N/A 4900 | 9-ul-09 | 16-apr-12 | 15-0ct-12 75.70 0.02 116 000 | NA 37523695 |  04601% | 0.012%

Primaria Alba lulia ALB25B N/A 8,000 | 17-mai-10 | 16apr-12 | 15-o0ct-12 75.70 0.02 116 000 | NA 61263176 | 07512% | 0.019%

Primaria Alba lulia ALB25B N/A 5000 | 7-4ul-10 | 16apr-12 | 15-oct-12 75.70 0.02 116 000 | NA 382,894.85 |  0.4695% | 0.012%

Primaria Alba lulia ALB25B N/A 16,000 | 23-dec-11 | 16apr-12 | 15-0ct-12 75.09 0.02 116 0.01 N/A 121572904 |  15023% | 0.037%

Primaria Eforie EFO17 N/A 6,000 | 13iun-08 | 16-un-12 | 16-dec-12 63.00 0.02 0.27 000 | NA 37901587 | 10.0000% | 0.012%

Primaria Eforie EFO17 N/A 2,950 | 134un-08 | 16-un-12 | 16-dec-12 63.00 0.02 0.27 000 | NA 186,34947 |  4.9167% | 0.006%

Primaria Eforie EFO17 N/A 50 | 8apr-11 | 16-un-12 | 16-dec-12 62.94 0.02 0.27 000 | NA 315534 |  0.0833% | 0.000%

Primaria Eforie EFO17 N/A 350 | 14-ul-11 | 164un-12 | 16-dec-12 62.37 0.02 0.27 000 | NA 21,89041 | 0.5833% | 0.001%

Primaria Eforie EFO17 N/A 200 | 12dec-11 | 164un-12 | 16-dec-12 60.47 0.02 0.27 002 NA 1213237 | 0.3333% | 0.000%

%’r'rr]'i‘:g;:"”"'c'p'“'“' TIM26 N/A 50 | 23-sep-08 | 15-mai-12 | 15-aug-12 80.40 0.01 0.57 000 | NA 404299 | 0.0029% | 0.000%

Primara Orasul ORV27 NIA 5562 | 1ian-00 | 16apr-12 | 15oct-12 | 9400 | 000 | 128 000 | NA 52051707 | 9.2700% | 0.016%

g:';“vf‘tza Orasuli ORV27 N/A 5562 | 14-mai-08 | 16-apr-12 | 15-0ct-12 94.00 0.02 1.28 0.00 N/A 520517.07 | 9.2700% | 0.016%

Primara Orasul ORV27 N/A 438 | 13-mai-08 | 16apr-12 | 150ct-12 | 9400 002 | 128 000 | NA 4169876 | 0.7300% | 0.001%

gir;emta”a orasului SRE28 N/A 4000 | 27-4ul-09 | 24-apr-12 | 24-oct-12 9750 0.02 147 0.00 N/A 30454820 | 10.0000% | 0.012%

gi’;g‘ta”a orasului SRE28 N/A 4000 | 74ul-10 | 24-apr-12 | 24-oct-12 96.52 0.02 147 0.01 NIA 390,65547 | 10.0000% | 0.012%

TOTAL 21,542,993.70 0.664%

2. Obligatiuni corporative admise la tranzactionare
Data ultimei Doban Discount Pondere in Ponkder
. AR Nr. Data Crester A ein
. Simbol sedinte in care P Data Data < Valoare da [prima Pret Valoare total .
Emitent A obligatiuni s scadenta R e .3 « ... | activul
obligatiune s-a ? achizitiei cupon initiala ..« | cumula | cumulate | piata totala obligatiuni
. detinute cupon zilnica < < . total
tranzactionat ; ta (a) emitent
al OPC
lei lei lei lei lei lei % %

European EIB14 NIA 58,400 | 14-mai-09 | 10-mai-12 | 10-mai-13 78.90 0.03 1.00 13.25 N/A 543970064 |  1.9370% | 0.168%
Investment Bank

European EIB14 NIA 27250 | 14-mai-09 | 10-mai-12 | 10-mai-13 78.90 0.03 1.00 13.25 N/A 253821648 |  0.9038% | 0.078%
Investment Bank

European EIB14 N/A 23800 | 5aug-10 | 10-mai-12 | 10-mai-13 99.32 0.02 1.00 034 | NA 239574880 |  0.7894% | 0.074%
Investment Bank

European EIB14 NIA 25000 | 154ul-11 | 10-mai-12 | 10-mai-13 | 10250 0.02 1.00 -0.85 N/A 2,566,072.29 |  0.8292% | 0.079%
Investment Bank

TOTAL 12,939,738.21 0.399%




3. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice centrale

Data

Lo Ponder
ultimei N N Pondere
edinte o Data R Discount/pri ein in
. $ obligatiu Data Data s Valoare Crestere Dobéanda s Pret Valoare Banca total .
Serie in care A i scadenta PP S < ma L3 < . - L activul
ni achizitie cupon initiala zilnica cumulata < piata totala intermediara | obligai
s-a deti ; cupon cumulate(a) A total
etinute uni
tranzact ; . al OPC
X emitent
ionat
lei lei lei lei lei lei % %
NBG
RO0515DBNOT3 N/A 100 | 17-apr.-12 6-iun.-12 6-iun.-13 1,042,934.90 167.98 5,136.99 2,812.33 1,045,259.50 | Securities 0.032%
Romania
NBG
RO0517DBNOX3 N/A 100 | 17-apr.-12 20-iun.-12 20-iun.-13 1,042,765.60 176.00 2,184.93 -1,697.05 1,043,253.48 | Securities 0.032%
Romania
ING BANK NV
. . . Amsterdam - o
RO0717DBN038 N/A 513 | 24-mai.-12 11-iun.-12 11-iun.-13 5,001,574.38 1,018.34 18,973.97 2,646.51 5,023,194.87 Sucursala 0.155%
Bucuresti
ING BANK NV
RO0717DBN038 N/A 1,600 | 26-iun.-12 11-iun.-12 11-iun.-13 | 15,537,883.19 | 3,214.08 59,178.08 1,275.86 15,598,337.13 éumcsﬁfsrggm ) 0.481%
Bucuresti
ING BANK NV
RO0813DBN027 N/A 4,600 | 7-un-12 5-mar.-12 5-mar.-13 | 46,368,889.94 | 9,036.04 | 1,226,876.71 -32,669.22 47,563,097 44 éumcs;t(resr:;m ) 1.466%
Bucuresti
ING BANK NV
RO0813DBN027 N/A 2,000 | 19-iun.-12 5-mar.-12 5-mar.-13 | 20,144,817.58 | 3,961.41 533,424.66 -6,709.69 20,671,532.54 éumcs;t(resr:;m ) 0.637%
Bucuresti
ING BANK NV
RO0912DBN076 N/A 5,044 | 5-un-12 25-oct.-11 25-0ct-12 | 51,225,380.13 | 9,97325 | 3,876,024.59 | -143,801.99 54,957,602.73 éumcs;t(resr:;m ) 1.694%
Bucuresti
ING BANK NV
) Amsterdam - o
RO0912DBN076 N/A 3,000 | 24-iul-12 25-oct.-11 25-0ct-12 | 30,280,632.86 | 9,221.31 | 2,305,327.87 0.00 32,798,050.89 Sucursala 1.011%
Bucuresti
RO0914DBN049 N/A 1,388 | 18-sep.-09 | 5-mar.-12 5-mar.-13 14,491,714.35 | 3,807.50 49359562 | -381,899.02 14,603,410.95 glct)lrgr]]‘i(a SA 0.450%
RO0914DBN049 N/A 1,500 | 24-sep.-09 | 5-mar.-12 5-mar.-13 15,659,160.00 | 4,114.41 533,42466 | -410,604.29 15,781,980.37 ggﬁaé?:i(a SA 0.487%
RO0914DBN049 N/A 188 | 6-oct-09 5-mar.-12 5-mar.-13 1,962,149.07 515.58 66,855.89 -50,941.60 1,978,063.36 ;Z;e;r:fgnk 0.061%
RO0914DBN049 NIA 612 | 5o0ct-09 | 5-mar-12 | 5-mar-13 | 634398490 | 170544 | 21763726 | -138,948.45 6,422,673.71 E‘gfne;rifgnx 0.198%
RO0914DBN049 N/A 812 | 13-oct.-09 5-mar.-12 5-mar.-13 8,390,396.69 | 2,278.55 288,760.55 | -167,227.88 8,511,929.36 ggﬁaé?ﬁa SA 0.262%
RO0914DBN049 N/A 258 | 2-nov.-09 5-mar.-12 5-mar.-13 2,667,006.88 72261 91,749.04 -53,390.59 2,705,365.34 glct)lrgr]]‘i(a SA 0.083%




RO0914DBN049

N/A

242

4-nov.-09

5-mar.-12

5-mar -

2,490,644.68

684.66

86,059.18

-43,315.64

2,533,388.22

Citibank
Roménia S.A.

0.078%

R0O0914DBN049

N/A

250

7-dec.-09

5-mar.-12

5-mar.-

2,581,560.01

700.77

88,904.11

-49,336.17

2,621,127.95

Citibank
Romania S.A.

0.081%

RO0914DBN049

N/A

1,291

14-mai.-10

5-mar.-12

5-mar -

14,464,770.63

2,172.95

459,100.82

-870,716.26

14,053,155.19

Citibank
Roménia S.A.

0.433%

R0O0914DBN049

N/A

991

21-iun.-11

5-mar.-12

5-mar.-

10,771,484.06

2,114.63

352,415.89

-327,852.23

10,796,047.72

BRD - GSG
SA.

0.333%

R0O0914DBN049

N/A

1,850

7-iun.-12

5-mar.-12

5-mar.-

19,625,878.87

3,805.09

657,890.41

-42,486.00

20,241,283.28

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.624%

RO0914DBN049

N/A

1,700

15-mai.-12

5-mar.-12

5-mar.-

18,026,592.32

3,565.48

604,547.94

-73,216.75

18,557,923.52

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.572%

RO0914DBN04C

N/A

459

20-mai.-10

5-mar.-12

5-mar.-

5,100,934.91

1,014.38

163,227.95

-285,164.40

4,978,998.46

Citibank
Romania S.A.

0.153%

RO1013DBN023

N/A

1,402

21-ul.-11

25-ul.-11

25-iul.-

13,765,227.15

2,740.76

818,790.98

119,933.88

14,703,952.02

BRD - GSG
SA

0.453%

RO1013DBN023

N/A

1,500

15-sep.-11

25-iul.-11

25-iul.-

14,806,322.38

2,846.71

876,024.59

82,719.46

15,765,066.42

BRD - GSG
SA.

0.486%

RO1013DBN023

N/A

2,350

5-iun.-12

25-iul.-11

25-iul.-

23,326,098.06

4,432.02

1,372,438.52

10,895.06

24,709,431.64

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.762%

RO1013DBN023

N/A

1,350

7-iun.-12

25-iul.-11

25-iul.-

13,364,714.09

2,632.90

788,422.13

7,861.65

14,160,997.87

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.437%

RO1013DBN023

N/A

7,500

5-iul.-12

25-iul.-11

25-iul.-

74,124,308.33

12,807.38

4,380,122.95

0.00

78,555,660.79

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

2.422%

RO1013DBN023

N/A

2,000

1-ian.-00

25-iul.-11

25-iul.-

19,836,726.26

3,415.30

1,168,032.79

0.00

21,083,310.96

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.650%

RO1015DBN010

N/A

1,897

21-iun.-12

30-apr.-12

30-apr.

-13

18,452,176.86

3,614.83

193,338.08

4,964.75

18,650,479.69

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.575%

RO1015DBN010

N/A

6,500

1-ian.-00

30-apr.-12

30-apr.-

13

63,272,136.09

10,684.93

662,465.75

0.00

63,977,341.57

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

1.972%

RO1113DBN047

N/A

751

19-oct.-11

19-oct.-11

19-oct.-

7,314,334.46

1,498.82

315173.77

68,523.09

7,698,031.32

BRD - GSG
SA.

0.237%

RO1114DBNO11

N/A

1,000

14-sep.-11

25-oct.-11

25-oct.-

9,696,048.49

1,974.98

426,912.57

77,792.34

10,200,753.40

ING BANK NV
Amsterdam -
Sucursala
Bucuresti

0.314%




RO1114DBN011 N/A 1,000 | 19-sep.-11 25-oct.-11 25-oct.-12 9,665,133.84 2,003.47 426,912.57 84,604.00 10,176,650.40 ggirt:]aér:i(a SA 0.314%
BRD - Groupe
RO1114DBN011 N/A 500 | 19-sep.-11 25-oct.-11 25-0ct.-12 4,832,951.92 1,001.39 213,456.28 42,204.73 5,088,612.93 | Societe 0.157%
Generale S.A.
RO1114DBN011 N/A 300 | 9-mar.-12 25-oct.-11 25-0ct.-12 3,015,048.43 496.62 128,073.77 -1,787.00 3,141,335.20 | BANC POST 0.097%
ING BANK NV
RO1114DBN011 N/A 1,900 5-iun.-12 25-oct.-11 25-0ct.-12 18,633,068.07 3,665.33 811,133.88 10,940.63 19,455,142.59 éumcsht(:sr;i;m ) 0.600%
Bucuresti
ING BANK NV
RO1114DBN011 N/A 5800 | 21-iun.-12 25-oct.-11 25-oct-12 | 56,728,682.92 | 11,389.55 | 2,476,092.89 14,851.83 59,219,627.65 éumcsljt(resrg;m ) 1.826%
Bucuresti
Piraeus Bank 0
RO1116DBN024 N/A 500 | 8-aug.-11 30-apr.-12 30-apr.-13 4,736,497.79 974.50 50,958.90 50,045.59 4,837,502.28 Romania S A 0.149%
RO1116DBN024 N/A 500 | 27-sep.-11 30-apr.-12 30-apr.-13 4,705,825.24 997.34 50,958.90 48,766.00 4,805,550.15 ggirt:]aér:i(a SA 0.148%
ING BANK NV
. Amsterdam -
RO1116DBN024 N/A 1,650 1-ian.-00 30-apr.-12 30-apr-13 | 15,782,829.07 2,7112.33 168,164.38 0.00 15,961,842.77 Sucursala 0.492%
Bucuresti
ING BANK NV
. Amsterdam -
RO1116DBN024 N/A 500 | 21-iun.-12 30-apr.-12 30-apr.-13 4,784,078.27 975.16 50,958.90 1,532.45 4,836,569.62 Sucursala 0.149%
Bucuresti
ING BANK NV
. Amsterdam -
RO1116DBN024 N/A 2,575 1-ian.-00 30-apr.-12 30-apr.-13 | 24,652,767.21 4,232.88 262,438.36 0.00 24,919,438.44 Sucursala 0.768%
Bucuresti
ING BANK NV
. . ) Amsterdam -
RO1121DBN032 N/A 4,394 5-iun.-12 11-iun.-12 11-iun-13 | 39,817,604.07 8,414.69 143,256.44 32,548.52 39,993,409.03 Sucursala 1.233%
Bucuresti
TOTAL 764,426,382.75 23.565%
Sume in curs de decontare pentru 3. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice centrale
Numar Valoarea Pondere in N
. ; Pondere in
. instrumente unitara a Valoare total .
Serie . . . . s P activul total
financiare instrumentului actualizata obligatiuni .
. ] . . al fondului
tranzactionate financiar emitent
lei lei % %
RO1015DBN010 6,500 9,842.67 -63,977,341.57 0.0788% -1.973%
RO1013DBN023 9,500 10,488.31 -99,638,971.75 0.1152% -3.072%
RO1116DBN024 2,575 9,677.45 -24,919,438.44 0.0312% -0.768%
RO1116DBN024 1,650 9,673.84 -15,961,842.77 0.0200% -0.492%
RO0912DBNO76 3,000 10,932.68 -32,798,050.89 0.0364% -1.011%
TOTAL -237,295,645.42 -1.317%




Il. Valori mobiliare admise sau tranzactionate pe o piata reglementata dintr-un alt stat membru
1.1. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice locale, denominate in lei

Data ultimei N Pondere
sedinte in Nr. Data Pondere in in
. P Data Data < Valoare Crestere | Dobanda | Discount/prima | Pret Valoare total .
Emitent Cod ISIN care obligatiuni N scadenta P N < < L < ... | activul
f achizitiei cupon initiala zilnica cumulata cumulate(a) piata totala obligatiuni
s-a detinute cupon . total
. emitent
tranzactionat al OPC
lei lei lei lei lei lei % %
Kommuninvest | XS0420097338 N/A 2 | 1-aug-11 | 27-mar-12 | 27-mar-13 | 285,780.07 5310 | 8,679.45 1212568 | N/A | 564,667.69 | 0.0000% 0.017%
TOTAL 564,667.69 0.017%
1.2. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice locale, denominate in EUR
Data
§:t:tilr:?: Iin r. Data Creste Discount/ Curs F;zr;gfarle Pzni(rjler
. obligatiu Data Data < Valoare Dobanda prima Pret valutar Valoare o .
Emitent Cod ISIN care A N scadenta s re < Loy < obligati | activul
s-a ni achizitiei cupon cubon initiala silnics cumulata | cumulate( piata BNR totala uni total
| detinute P 3) EUR/RON ;
tranzactio emitent | al OPC
nat
EUR EUR EUR EUR EUR lei lei % %
“B"l:‘;'ﬁ'eps';f' XS0222425471 N/A 3| 27dan-11 | 22-un-12 | 22-un-13 | 4625000 | 7.98 50.86 1,215.77 N/A 4.4494 634,261.49 | 0.0300% | 0.020%
“B"lfgl'fr"ep;;f' XS0222425471 N/A 5| 28dan-11 | 22-un-12 | 22-un-13 | 4631250 | 7.95 50.86 1,193.96 N/A 4.4494 1,058,007.61 | 0.0500% | 0.033%
“B"lfgl']f'eps'g' XS0222425471 N/A 30 | 1feb-11 | 224un-12 | 22iun-13 | 4636750 | 7.92 50.86 1,70.02 N/A 44494 | 635219146 | 0.3000% | 0.196%
“B"G‘Qlﬁ'f;ﬁ' XS0222425471 N/A 20 | AHeb-11 | 22un-12 | 22-un-13 | 46367.50 | 7.92 50.86 1,170.02 N/A 44494 | 423479429 | 0.2000% | 0.131%
“B"lfgl']f'eps'g' XS0222425471 N/A 20 | 1deb-11 | 224un-12 | 224un-13 | 46,355.00 | 7.93 50.86 1,174.05 N/A 44494 | 423404024 | 0.2000% | 0.131%
“B"l:‘;:f'eps'g' XS0222425471 N/A 30 | 15feb-11 | 22-un-12 | 22-un-13 | 4663750 | 7.7 50.86 1,062.96 N/A 44494 | 637304072 | 0.3000% | 0.196%
“B"lfgl'fr"ep;;f' XS0222425471 N/A 25 | 154eb-11 | 22-un-12 | 224un-13 | 4643750 |  7.89 50.86 112618 N/A 4.4494 5,296,403.01 | 0.2500% | 0.163%
“B"l:‘;'ﬁ'eps';f' XS0222425471 N/A 20 | 174eb-11 | 224un-12 | 224un-13 | 46,360.00 | 7.95 50.86 1,147 54 N/A 44494 | 4232,126.65 | 0.2000% | 0.130%
“B"G‘Qlﬁ'f;ﬁ' XS0222425471 N/A 40 | 3mar-11 | 22un-12 | 22iun-13 | 4632500 | 7.9 50.86 1,136.16 N/A 4.4494 8,455,999.32 | 0.4000% | 0.261%
“B"lfgl']f'eps'g' XS0222425471 N/A 20 | 3-mar-11 | 224un-12 | 224un-13 | 4632500 | 7.9 50.86 1,136.16 N/A 44494 | 4227.999.66 | 0.2000% | 0.130%
“B"G‘Qlﬁ'f;ﬁ' XS0222425471 N/A 40 | 28-mar-11 | 22-un-12 | 22iun-13 | 4657500 | 7.86 50.86 1,020.64 N/A 4.4494 8,479,932.22 | 0.4000% | 0.261%
“B"jgl'ﬁ"ep;g' XS0222425471 N/A 22 | 28-mar-11 | 224un-12 | 224un-13 | 46575.00 | 7.86 50.86 1,020.64 N/A 44494 | 4663,962.72 | 0.2200% | 0.144%
“B"l:‘;:f'eps'g' XS0222425471 N/A 15 | 16-mai-11 | 22-un-12 | 22-un-13 | 46,875.00 | 7.74 50.86 859.48 N/A 4.4494 3,189,241.07 | 0.1500% | 0.098%
- 0.655%
“B"G‘Qlﬁ'f;ﬁ' XS0222425471 N/A 100 | 134ul-11 | 224un-12 | 22-un-13 | 47,00000 | 773 50.86 737,50 N/A 44494 | 2126295119 | 1.0000%
Municipiul XS0222425471 N/A 9 | 30nov-11 | 22-un-12 | 22-un-13 | 4550000 |  9.11 50.86 740.77 N/A 4.4494 1,853,729.62 | 0.0900% | 0.057%
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Bucuresti
“B"j;:f;ps'g' XS0222425471 N/A 30 | 9mar-12 | 22un-12 | 22-un-13 | 4767500 | 7.59 50.86 220.88 N/A 44494 | 6,400,02559 | 0.3000% | 0.197%
“B"G‘Qlﬁf;ﬁ' XS0222425471 N/A 20 | 9mar-12 | 22un-12 | 22-un-13 | 47,650.00 | 761 50.86 223.25 N/A 44494 | 426467034 | 0.2000% | 0.131%
“B"j;:f;ps'g' XS0222425471 N/A 20 | 12-mar-12 | 224un-12 | 224un-13 | 47,600.00 | 7.6 50.86 22256 N/A 44494 | 4260,159.24 | 0.2000% | 0.131%
“B"l:‘;:f'eps'g' XS0222425471 N/A 40 | 13-mar-12 | 22-un-12 | 22-un-13 | 47,650.00 | 7.2 50.86 216.14 N/A 4.4494 8,528,074.81 | 0.4000% | 0.263%
“B"Sgl:mw XS0222425471 N/A 1| 19-mar-12 | 22-un-12 | 22-un-13 | 4742500 |  7.81 50.86 225.04 N/A 4.4494 212,24040 | 0.0100% | 0.007%
TOTAL 108,214,751.65 3.336%
2.1. Obligatiuni corporative admise la tranzactionare, denominate in lei
Data
u:;?:; Nr. Data Discount / Pondere in Por;:ere
. ? obligatiu Data Data « Valoare Crestere Dobanda prima Pret Valoare total .
Emitent Cod ISIN in care A M scadenta s s R < o3 < P activul
ni achizitiei cupon initiala zilnica cumulata cumulate( | piata totala obligatiuni
s-a deti cupon M 4 total
. etinute a) emitent
tranzacti al OPC
onat
lei lei lei lei lei lei % %
Banca
Comerciala XS0474834925 N/A 16 | 22-dec-09 | 22-dec-11 | 22-dec-12 500,000.00 140.71 | 27,016.39 000 | NA| 843226230 | 11.4286% 0.260%
Romana S.A.
Banca
Comerciala XS0496326223 N/A 100 | 7-apr-10 | 7-apr-12 | 7-apr-13 250,000.00 5274 | 448288 000 | NA | 2544828767 | 0.1039% 0.785%
Roména S.A.
Banca
Comerciala XS0496326223 N/A 40 | 30-apr-10 | 7-apr-12 | T7-apr-13 251,664.25 5228 | 448288 36357 | NA | 1023134237 | 0.0416% 0.315%
Roména S.A.
Banca
Europeana
pentru XS0411088353 N/A 210 | 59eb09 | 5feb-12 | 5feb-13 10,000.00 3.07 451.84 000 | NA| 2194887.30 | 1.6154% 0.068%
Reconstructie si
Dezvoltare
EL'}:]%T%‘F;“C XS0387736589 N/A 10 | 29-sep-08 | 29-sep-11 | 29-sep-12 500,000.00 137.98 | 38,081.97 000 | NA| 5380819.67 | 0.0476% 0.166%
gl'}ﬁfg;‘l’nc XS0387736589 N/A 10 | 28-an-10 | 29-sep-11 | 29-sep-12 510,863.69 13455 | 3808197 | 303675 | NA | 5450089.01 | 0.0476% 0.168%
gﬁ%ﬁ;}ﬁnc XS0603236406 N/A 8,950,000 | 24-nov.-11 | 29-nov-11 | 29-nov.-12 0.98 0.00 0.05 001 | NA| 9224037.05 | 0.0000% 0.284%
gﬁﬁ:ﬁ;ﬁnc XS0614190550 N/A 1| 24nov-11 | 29nov11 | 29nov-12 | 17,897,44013 | 462582 | 862,349.73 | 13527605 | N/A | 1889506591 | 0.0000% 0.582%
ngNf\)sRA XS0301678644 | N/A 27 | 274u-10 | 24mai-2 | 24mai-13 | 19222345 4202 | 147836 | 219914 | NA | 528932571 | 0.2700% 0.163%
gkﬁé‘fSRA XS0301678644 |  N/A 19 | 11-aug-t1 | 24-mai-12 | 24-mai-13 199,960.00 3892 | 147836 615 | NA | 382744566 | 0.1900% 0.118%
E;S;‘Efg’“p XS0489551779 N/A 206 | 11-mar-10 | 18-un-12 | 18-un-13 100,000.00 2493 324.11 000 | NA | 2066676658 | 100.0000% 0.637%
Erste Group XS0489553981 N/A 309 | 4-mar-10 | 10-nov-11 | 10-nov.-12 100,000.00 2418 | 565820 000 | NA| 3264838279 | 0.0492% 1.006%
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Bank AG

Erste Group

Bonk AG XS0495322884 N/A 204 | 19-mar-10 | 10-nov-11 | 10-nov.-12 100,000.00 2145 | 501885 000 | NA | 2142384590 | 100.0000% 0.660%
E:fﬁ Eg”p XS0518292809 N/A 181 | 22un-10 | 10-nov11 | 10-nov-12 100,000.00 2500 | 585000 000 | NA | 19158.850.00 | 0.2840% 0.591%
E;S;E Eg’“p XS0752418367 N/A 435 | 8-mar-12 | 6mai-12 | 6-mai-13 99,807.60 2148 1,189.04 2804 | NA| 4394573762 | 0.0000% 1.355%
European

Investment XS0415604288 N/A 463 | 15-mai-09 | 16-mar-12 | 16-mar-13 10.271.10 3.35 370.10 12410 | NA | 486942149 | 0.0154% 0.150%
Bank

European

Investment XS0415604288 N/A 500 | 9-dec-09 | 16-mar-12 | 16-mar-13 11,685.35 272 370.10 68842 | NA | 568351372 | 0.0166% 0.175%
Bank

European

Investment XS0415604288 N/A 500 | 30-dec-09 | 16-mar-12 | 16-mar-13 11,162.36 295 370.10 46843 | NA | 553201751 | 0.0166% 0.171%
Bank

European

Investment XS0415604288 N/A 41 | 190ct-11 | 16-mar-12 | 16-mar-13 12,214.06 208 370.10 35205 | N/A 50151675 | 0.0014% 0.015%
Bank

HVB XS0454824995 N/A 3| 1-oct-09 | 19-aug-11 | 19-aug-12 500,000.00 151.05 | 47,883.33 000 | NA| 164355942 | 0.0000% 0.051%
HVB XS0468145502 N/A 12 | 23-nov-09 | 10-nov-11 | 10-nov.-12 500,000.00 163.93 | 38,360.66 000 | NA| 6460327.87 | 0.0002% 0.199%
HVB XS0468145502 N/A 20 | 23nov09 | 10-nov-11 | 10-nov.-12 500,000.00 163.93 | 38,360.66 000 | NA| 1076721312 | 0.0003% 0.332%
HVB XS0468145502 N/A 7| 264an-10 | 10-nov-11 | 10-nov.-12 529,122.64 13535 | 3836066 | -25350.12 | N/A |  3,79493216 | 0.0001% 0.117%
HVB XS0487304932 N/A 42 | 184eb-10 | 20-apr-12 | 20-apr-13 500,000.00 12740 | 9,17260 000 | NA| 2138524932 | 0.2000% 0.659%
HVB XS0509319272 N/A 50 | 14-mai-10 | 18-mar-12 | 18-mar-13 500,000.00 128.08 | 1344863 000 | NA| 2567243151 | 100.0000% 0.791%
International

Personal XS0587014241 N/A 9 | 10feb-11 | 104eb-12 | 10-feb.-13 500,000.00 163.93 | 2327869 000 | NA| 470950820 | 0.0060% 0.145%
Finance plc

International

Personal XS0587014241 N/A 9 | 10feb-11 | 104eb-12 | 10-feb.-13 500,000.00 163.93 | 2327869 000 | NA| 470950820 | 0.0060% 0.145%
Finance plc

KBC IFIMANV | XS0438323874 N/A 9| 22dul-09 | 22dul-1 | 224ul-12 500,000.00 15437 | 5325820 000 | NA| 497932377 | 126761% 0.153%
KBC IFIMANV | XS0438323874 N/A 5| 13apr-10 | 22-ul-11 | 22-ul-12 573,193.56 10748 | 5325820 | -37,980.00 | N/A | 204235878 | 7.0423% 0.091%
KBC IFIMANV | XS0446546367 N/A 18 | 27-aug-09 | 27-aug-11 | 27-aug-12 500,000.00 140.03 | 4326844 000 | NA| 977883197 | 02211% 0.301%
KBC IFIMANV | XS0446546367 N/A 20 | 18-dec-09 | 27-aug-11 | 27-aug-12 502,469.51 139.33 | 4326844 64616 | NA | 1000183575 | 0.2457% 0.336%
KBC IFIMANV | XS0483176342 N/A 4 | 30-apr-10 | 12feb-12 | 12-feb.-13 259,687.50 5252 | 812842 | 439233 | NA | 105369434 | 1.2500% 0.032%
E';’rﬁ,[gB XS0483065271 N/A 67 | 3feb10 | 3feb-12 | 3Heb-13 250,000.00 6182 | 921072 000 | NA| 1736711851 | 13.6179% 0.535%
El;{g%[ga XS0483065271 |  N/A 40 | 304un-10 | 3deb-12 | 3eb-13 253,737.70 6075 | 921072 | 78060 | NA | 1048671315 | 8.4301% 0.323%
E';’r{ESP[gB XS0483065271 N/A 10 | 23-mar-11 | 34eb12 | 3-feb-13 265,675.00 5698 | 921072 | -225519 | NA | 272630537 | 2.0325% 0.084%
“B"\‘jt“’ Finance | 50437761009 N/A 16 | 23-ul-09 | 23-ul-11 | 23-iul-12 248,793.91 7999 | 2713934 | 118188 | NA | 443384245 | 0.0800% 0.137%
“B"\?tm Finance |y 50437761009 N/A 28 | 23iul-09 | 23iul-11 | 23dul-12 248,793.91 7999 | 2713934 | 118188 | NA 7,759,223.76 |  0.1400% 0.239%
Metro Finance | 50437761009 N/A 24 | 2309 | 23iul-1 | 23dul-12 249,094.65 7972 | 27.139.34 887.18 | N/A | 665090811 | 0.1200% 0.205%

BV
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Metro Finance

By XS0437761009 N/A 20 | 234ul-09 | 23-ul-11 | 23-iul-12 249,094.65 7972 | 27,139.34 887.18 | N/A | 554242342 | 0.1000% 0.471%
“B"\‘jt“’ Finance | v30437761009 N/A 32| 7-aug-09 | 23-ul-11 | 23-ul-12 250,238.41 7867 | 27,139.34 23356 | NA | 886861428 | 0.1600% 0.273%
“B"\?tm Finance | v50437761009 N/A 20 | 7-aug-09 | 23iul-11 | 23-ul-12 250,238.41 7867 | 27,139.34 23356 | NA | 554288393 | 0.1000% 0.171%
“B"\‘jt“’ Finance | v30437761009 N/A 6| 2aug-10 | 23ul-11 | 23-ul-12 267,920.90 5404 | 27,139.35 | -17,37408 | NA |  1,666,117.01 | 0.0300% 0.051%
“B"\‘/’tm Finance |y 50437761009 N/A 13 | 15dec-10 | 23ul-11 | 23-ul-12 263,948.18 5509 | 27,3934 | 1342452 | NA |  3609618.95 | 0.0650% 0.111%
“B"\‘jt“’ Finance |y 50437761009 N/A 2| 1%an-11 | 28-ul-11 | 23-ul-12 263,156.15 5502 | 27,139.35 | -12,630.86 | N/A 55532927 | 0.0100% 0.017%
“B"\‘jt“’ Finance |y 50437761009 N/A 10 | 20dan-11 | 23-ul-11 | 23-ul-12 263,750.00 5389 | 27139.34 | 1320000 | NA | 277689344 | 0.0500% 0.086%
“B"\?tm Finance | v50437761009 N/A 10 | 4diul-11 | 28-ul-11 | 23-ul-12 260,859.58 5069 | 27,139.34 | -10239.03 | NA | 277759891 | 0.0500% 0.086%
gzg‘li' Cid | xs0350313763 | NIA 1| 8mai-08 | 6mai-12 | 6-mai-13 50000000 | 11781 | 659726 000 | NA 506,597.26 | 0.0000% 0.016%
m:rl::ionm o | XS0555680908 N/A 37 | 18-nov-10 | 20-dec-11 | 20-dec-12 500,00000 | 12580 | 24,405.56 000 | NA | 1940215287 | 0.0246% 0.598%
l“r‘]‘t’gr‘:;onal o | XS0555680908 N/A 60 | 18-nov-10 | 20-dec-11 | 20-dec-12 500,00000 | 12580 | 24,405.56 000 | NA | 3146295060 | 0.0399% 0.970%
gggﬁ;gj”k of | xs0383026549 |  NIA 25 | 4-sep-08 | d-sep-11 | 4-sep-12 200,000.00 5344 | 16,086.23 000 | NA| 540215574 | 14.2857% 0.167%
gggﬁ;gg”k o | Xs0431114007 N/A 8 | 28mai-09 | 28-mai-12 | 28-mai-13 250,000.00 7534 | 2,561.64 000 | NA | 202049315 | 0.3048% 0.062%
g‘c’gﬁ;gjnk of | xs0431114007 N/A 2| 19oct-11 | 28-mai-12 | 28-mai.-13 262,350.72 6237 | 256165 | -332120 | N/A 523182.32 | 0.0762% 0.016%
gggﬁ;gg”k o | XS0460428328 N/A 48 | 3nov-09 | 3-nov-11 | 3-nov-12 250,000.00 7172 | 17,284.84 000 | NA | 1282967243 | 1.4563% 0.396%
gggﬁ;gg”k of | Xs0460428328 N/A 5| 30-dec-11 | 3-nov-11 | 3-nov.-12 278,113.73 6191 | 1728484 | 180556 | NA | 146796502 | 0.1517% 0.045%
gggﬁ;gj”k o | Xs0480132108 N/A 29 | 294an-10 | 29-an-12 | 29-ian-13 250,000.00 6352 | 978279 000 | NA | 753370082 | 6.7442% 0.232%
gggﬁ;gg”k o | xs0480132108 N/A 20 | 294an-10 | 29-an-12 | 29-ian-13 252,390.81 6287 | 9,78279 57872 | NA | 523189763 | 4.6512% 0.161%
g‘c’gﬁ;gjnk of | xs0480132108 N/A 10 | 14-apr-10 | 29-an-12 | 29-ian-13 284,943.07 5376 | 978279 | -7.90298 | NA | 286822885 | 2.3256% 0.088%
gggﬁ;gg”k o | Xs0480132108 N/A 5| 10-un-10 | 294an-12 | 29-ian-13 275,449.17 5629 | 978279 | 543687 | NA | 139897544 | 1.1628% 0.043%
g‘c’gﬁ;gjnk of | Xs0480132108 N/A 34 | 24-dec-10 | 294an-12 | 29-ian-13 268,738.73 5789 | 978279 | -312970 | N/A | 9,363321.68 | 7.9070% 0.289%
Unicredit

g];?]rknationm XS0752250919 N/A 8| 8mar-12 | 8mar-12 | 8mar-13 500,00000 | 10959 | 12,602.74 000 | NA| 410082192 | 0.0000% 0.126%
TOTAL 542,487,095.11 16.723%




2.2. Obligatiuni corporative admise la tranzactionare, denominate in EUR

Data
ultimei . Pondere Ponder
sedinte in Nr. Data Creste Discount Curs in total ein
Emi obligatiu Data Data < Valoare Dobanda | prima Pret valutar Valoare I .
mitent Cod ISIN care A scadenta s re < L3 < obligatiu | activul
ni achizitiei cupon initiala . .« | cumulatd | cumulate | piata BNR totala A
sa detinute cupon zilnica &) EUR/RON ni total
tranzactio emitent al OPC
nat
EUR EUR EUR EUR EUR lei lei % %
Unicredit
International XS0749346929 N/A 70 | 8-mar-12 | 8mar-12 | 22-apr.-13 | 100,000.00 16.53 1,900.96 0.00 N/A 4.4494 31,737,868.45 | 0.0000% 0.978%
Bank
TOTAL 31,737,868.45 0.978%
3.1. Obligatiuni admise la tranzactionare emise de administratia publica centrala, denominate in EUR
Data
ultimei . Pondere Ponder
sedinte Nr. Data Creste Discount Curs in total ein
Emi H . Data Data < Valoare Dobanda | prima Pret valutar Valoare A .
mitent Cod ISIN incare | obligatiuni scadenta PP re < L < obligatiu | activul
f achizitiei cupon initiala . . . | cumulatd | cumulate | piata BNR totala A
s-a detinute cupon zilnica (3) EUR/RON ni total
tranzact emitent al OPC
ionat
EUR EUR EUR EUR EUR lei lei % %
Ministerul
Economiei si XS0371163600 N/A 1,000 | 28-feb.-11 18-iun.-12 18-iun.-13 1,027.30 0.17 2.32 -5.01 N/A 4.4494 4,558,897.76 | 0.1332% 0.141%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 1,000 | 7-apr.-11 18-iun.-12 18-iun.-13 1,041.75 0.16 2.32 -7.16 N/A 4.4494 4,613,595.92 | 0.1332% 0.142%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 1,000 | 8-apr.-11 18-iun.-12 18-iun.-13 1,050.25 0.16 2.32 -8.60 N/A 4.4494 4,644,998.37 | 0.1332% 0.143%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 2,000 | 11-iul-11 18-iun.-12 18-iun.-13 1,055.00 0.16 2.32 -7.73 N/A 4.4494 9,340,075.07 | 0.2663% 0.288%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 3,000 8-iul.-11 18-iun.-12 18-iun.-13 1,055.00 0.16 2.32 -7.78 N/A 4.4494 14,009,366.43 | 0.3995% 0.432%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 3,000 | 28-dec.-11 18-iun.-12 18-iun.-13 992.00 0.18 2.32 0.63 N/A 4.4494 13,280,718.32 | 0.3995% 0.409%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 1,500 | 28-dec.-11 18-iun.-12 18-iun.-13 996.25 0.18 2.32 0.30 N/A 4.4494 6,666,492.30 | 0.1997% 0.206%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 1,000 | 28-dec.-11 18-iun.-12 18-iun.-13 996.25 0.18 2.32 0.30 N/A 4.4494 4,444328.23 | 0.1332% 0.137%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 387 | 12-ian.-12 18-iun.-12 18-iun.-13 998.50 0.18 2.32 0.1 N/A 4.4494 1,723,509.32 | 0.0515% 0.053%
Finantelor
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Ministerul

Economiei si XS0371163600 N/A 5,000 | 12-ian.-12 18-iun.-12 18-iun.-13 999.70 0.18 2.32 0.02 N/A 4.4494 22,292,315.07 | 0.6658% 0.687%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 2,000 | 12-ian.-12 18-iun.-12 18-iun.-13 1,002.50 0.18 2.32 -0.18 N/A 4.4494 8,940,028.81 | 0.2663% 0.276%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 5,000 | 17-ian.-12 18-iun.-12 18-iun.-13 996.25 0.18 2.32 0.27 N/A 4.4494 22,220,985.23 | 0.6658% 0.685%
Finantelor
Ministerul
Economiei si XS0371163600 N/A 75 | 15-mar.-12 18-iun.-12 18-iun.-13 1,056.81 0.15 2.32 -2.68 N/A 4.4494 352,539.67 | 0.0100% 0.011%
Finantelor
Ministerul
Economiei si XS0495980095 N/A 1,500 | 13-apr.-11 18-mar.-12 | 18-mar.-13 1,005.60 0.13 14.38 -1.74 N/A 4.4494 6,795,882.14 | 0.1997% 0.209%
Finantelor
Ministerul
Economiei si XS0495980095 N/A 500 | 15-apr.-11 18-mar.-12 | 18-mar.-13 1,003.70 0.13 14.38 -1.14 N/A 4.4494 2,262,385.84 | 0.0666% 0.070%
Finantelor
Ministerul
Economiei si XS0638742485 N/A 5,500 | 17-iun.-11 17-iun.-12 17-iun.-13 997.94 0.14 2.01 043 N/A 4.4494 24,481,052.12 | 0.0000% 0.755%
Finantelor
Ministerul
Economiei si XS0638742485 N/A 7,000 | 17-iun.-11 17-iun.-12 17-iun.-13 997.94 0.14 2.01 043 N/A 4.4494 31,157,702.70 | 0.0000% 0.961%
Finantelor
Eﬁﬁ;glr';Of XS0625388136 N/A 1,500 | 11-mai.-11 11-ian.-12 11-ian.-13 1,000.50 0.16 28.20 -0.07 N/A 4.4494 6,865,128.16 | 0.0000% 0.212%
TOTAL 188,650,001.46 5.816%
3.2. Obligatiuni admise la tranzactionare emise de administratia publica centrala, denominate in USD
Data
ultimei . Pondere | Ponder
sedinte Nr. Data Creste A Dlsc_ouvnt Curs in total ein
Emi H T Data Data « Valoare Dobanda Iprima Pret valutar Valoare I .
mitent Cod ISIN incare | obligatiuni scadenta P re < Ly < obligatiu | activul
. achizitiei cupon initiala . . . | cumulatd | cumulate | piata BNR totala A
s-a detinute cupon zilnica (3) USD/RON ni total
tranzact emitent al OPC
ionat
usb usb usb usb usb lei lei % %
Ministerul
Economieisi | US77586TAA43 N/A 1,000 8-feb.-12 7-feb.-12 7-aug.-12 1,982.14 0.38 53.78 0.70 N/A 3.5360 7,201,494.33 | 0.0000% 0.222%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 2,500 | 16-mar.-12 7-feb.-12 7-aug.-12 2,169.00 0.32 53.78 -5.00 N/A 3.5360 19,605,133.29 | 0.0000% 0.604%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 1,000 | 4-apr-12 7-feb.-12 7-aug.-12 2,122.00 0.34 53.78 -2.99 N/A 3.5360 7,682,992.28 | 0.0000% 0.237%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 2,500 | 18-mai.-12 7-feb.-12 7-aug.-12 2,070.00 0.35 53.78 -0.87 N/A 3.5360 18,766,527.54 | 0.0000% 0.579%
Finantelor
'I\Eﬂéglrsut)er#itisi US77586TAA43 N/A 2,500 | 17-mai.-12 7-feb.-12 7-aug.-12 2,051.00 0.36 53.78 -0.65 N/A 3.5360 18,600,522.81 | 0.0000% 0.573%
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Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 1,000 | 22-mai.-12 7-feb.-12 7-aug.-12 2,045.60 0.36 53.78 -0.51 N/A 3.5360 7,421,580.91 | 0.0000% 0.229%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 500 | 22-mai.-12 7-feb.-12 7-aug.-12 2,045.00 0.36 53.78 -0.51 N/A 3.5360 3,709,741.62 | 0.0000% 0.114%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 500 | 18-mai.-12 7-feb.-12 7-aug.-12 2,045.00 0.36 53.78 -0.56 N/A 3.5360 3,709,653.03 | 0.0000% 0.114%
Finantelor
Ministerul
Economieisi | US77586TAA43 N/A 1,500 | 22-mai.-12 7-feb.-12 7-aug.-12 2,011.00 0.37 53.78 -0.12 N/A 3.5360 10,950,921.95 | 0.0000% 0.338%
Finantelor
Ministerul
Economieisi | US77586TAB26 N/A 375 | 7-mar.-12 7-feb.-12 7-aug.-12 2,043.32 0.36 53.78 -1.39 N/A 3.5360 2,778,912.60 | 0.0000% 0.086%
Finantelor
Ministerul
Economieisi | US77586TAB26 N/A 1,125 | 7-mar.-12 7-feb.-12 7-aug.-12 2,060.00 0.35 53.78 -1.92 N/A 3.5360 8,400,966.94 | 0.0000% 0.259%
Finantelor
Ministerul
Economieisi | US77586TAB26 N/A 2,500 | 9-mar.-12 7-feb.-12 7-aug.-12 2,092.00 0.35 53.78 -2.90 N/A 3.5360 18,943,075.42 | 0.0000% 0.584%
Finantelor
TOTAL 127,771,522.72 3.939%
VIIl. Alte valori mobiliare si instrumente ale pietei monetare mentionate la art. 102 (1) lit.a) Legea 297/2004
VIII.1 Alte valori mobiliare mentionate la art. 102 (1) lit.a) Legea 297/2004
1. Obligatiuni neadmise la tranzactionare, denominate in EUR
Nr. Data Curs Pondere in Pondere in
. P Data Data Valoare Crestere Dobanda Discount/prima valutar Valoare total .
Emitent obligatiuni M scadenta s L2 < < « P activul total
detinute achizitiei cupon cubon initiala zilnica cumulata cumulate(a) BNR totala obligatiuni al OPC
P EUR/RON emitent
EUR EUR EUR EUR lei lei % %
RO1013DBE014 40 | 10-un-11 | 29-nov.-11 | 29-nov.-12 1,988,074.25 259.11 52,868.85 5,111.04 4.4494 9,103,713.27 0.0000% 0.281%
RO1013DBE014 100 | 27-iun-11 | 29-nov.-11 | 29-nov.-12 4,965,130.67 654.11 132,172.13 14,561.69 4.4494 22,744,729.83 0.0000% 0.701%
RO1013DBE014 40 | 3-aug.-11 | 29-nov.-11 | 29-nov.-12 1,995,242.50 251.51 52,868.85 1,866.02 4.4494 9,121,169.30 0.0000% 0.281%
RO1013DBE014 30 | 2-nov.-11 | 29-nov.-11 | 29-nov.-12 1,482,872.47 207.02 39,651.64 5,468.16 4.4494 6,798,648.79 0.0000% 0.210%
RO1013DBE014 100 | 23-dec.-11 | 29-nov.-11 | 29-nov.-12 4,932,335.38 710.46 132,172.13 18,279.97 4.4494 22,615,354.63 0.0000% 0.697%
RO1013DBE014 100 | 22-dec.-11 | 29-nov.-11 | 29-nov.-12 4,932,258.56 710.43 132,172.13 18,370.56 4.4494 22,615,415.87 0.0000% 0.697%
RO1013DBE014 260 | 12-ian.-12 | 29-nov.-11 | 29-nov.-12 12,861,946.61 1,799.31 343,647.54 34,362.63 4.4494 58,909,863.72 0.0000% 1.816%
RO1013DBE014 100 | 12-mar.-12 | 29-nov.-11 | 29-nov.-12 5,019,322.75 583.94 132,172.13 -3,420.77 4.4494 22,905,840.95 0.0000% 0.706%
RO1013DBE014 100 | 31-mai.-12 | 29-nov.-11 | 29-nov.-12 5,027,352.29 564.75 132,172.13 -1,550.13 4.4494 22,949,890.79 0.0000% 0.707%
RO1013DBE014 100 | 18-iun.-12 | 29-nov.-11 | 29-nov.-12 5,025,064.93 567.37 132,172.13 -615.96 4.4494 22,943,869.92 0.0000% 0.707%
RO1013DBE014 40 | 20-un-12 | 29-nov.-11 | 29-nov.-12 2,012,761.38 221.69 52,868.85 -266.37 4.4494 9,189,629.97 0.0000% 0.283%
RO1115DBE025 200 | 19-mar.-12 | 29-iul.-11 29-iul.-12 9,967,084.49 1,310.98 434,043.72 2,789.91 4.4494 46,291,193.23 0.0000% 1.427%
RO1115DBE025 100 | 15-mar-12 | 29-iul.-11 29-iul.-12 4,983,480.73 655.50 217,021.86 1,449.29 4.4494 23,145,564.72 0.0000% 0.714%
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RO1115DBE025 70 | 9-mai-12 29-iul.-11 29-iul.-12 3,521,000.00 431.60 151,915.30 -946.43 4.4494 16,338,058.29 0.0000% 0.504%
RO1115DBE025 80 | 9-mai-12 29-iul.-11 29-iul.-12 4,034,600.00 484.24 173,617.49 -1,559.35 4.4494 18,717,104.68 0.0000% 0.577%
RO1115DBE025 50 | 14-mai-12 | 29-iul.-11 29-iul.-12 2,528,969.09 296.30 108,510.93 -1,187 .46 4.4494 11,729,920.10 0.0000% 0.362%
RO0913DBE024 3 | 4-nov-11 | 19-aug-11 | 19-aug.-12 3,016,958.88 404.40 136,413.93 -6,223.44 4.4494 14,002,926 .43 0.0000% 0.432%
RO0913DBE024 3| 3-nov-11 | 19-aug-11 | 19-aug.-12 3,014,459.13 408.25 136,413.93 -5,320.08 4.4494 13,995,823.46 0.0000% 0.431%
RO0913DBE024 2 | 10-nov.-11 | 19-aug.-11 | 19-aug.-12 2,009,509.22 272.21 90,942.62 -3,433.89 4.4494 9,330,471.72 0.0000% 0.288%
RO0913DBE024 6 | 21-dec.-11 | 19-aug.-11 | 19-aug.-12 6,007,557.77 848.20 272,827.87 -2,403.05 4.4494 27,933,255.74 0.0000% 0.861%
RO0913DBE024 4 | 22-dec-11 | 19-aug.-11 | 19-aug.-12 4,005,024.06 565.48 181,885.25 -1,591.78 4.4494 18,622,151.79 0.0000% 0.574%
RO1114DBE010 30 | 6-mai.-11 6-mai.-12 6-mai.-13 1,484,037.00 199.50 10,356.16 6,146.34 4.4494 6,676,500.46 0.0000% 0.206%
RO1114DBE010 30 | 6-mai.-11 6-mai.-12 6-mai.-13 1,483,635.00 199.86 10,356.16 6,301.12 4.4494 6,675,400.50 0.0000% 0.206%
RO1114DBE010 30 | 13-mai-11 | 6-mai.-12 6-mai.-13 1,486,932.50 196.93 10,356.16 4,979.81 4.4494 6,684,193.34 0.0000% 0.206%
RO1114DBE010 30 | 13-mai-11 | 6-mai.-12 6-mai.-13 1,486,932.50 196.93 10,356.16 4,979.81 4.4494 6,684,193.34 0.0000% 0.206%
RO1114DBE010 40 | 16-un-11 | 6-mai.-12 6-mai.-13 1,981,338.94 264.26 13,808.22 6,739.21 4.4494 8,907,193.21 0.0000% 0.275%
RO1114DBE010 40 5-iul.-11 6-mai.-12 6-mai.-13 1,986,734.38 259.38 13,808.22 4,635.28 4.4494 8,921,838.48 0.0000% 0.275%
RO1114DBE010 40 | 5-aug.-11 6-mai.-12 6-mai.-13 1,983,480.00 263.01 13,808.22 5,440.92 4.4494 8,910,943.01 0.0000% 0.275%
RO1114DBE010 20 | 5-aug.-11 6-mai.-12 6-mai.-13 991,740.00 131.51 6,904.11 2,720.46 4.4494 4,455,471.51 0.0000% 0.137%
RO1114DBE010 200 | 24-an.-12 | 6-mai-12 6-mai.-13 9,809,153.46 1,461.98 69,041.10 36,428.09 4.4494 44,114,122.02 0.0000% 1.360%
RO1114DBE010 100 | 29-feb.-12 | 6-mai.-12 6-mai.-13 4,968,805.40 655.58 34,520.55 4,814.22 4.4494 22,283,218.89 0.0000% 0.687%
RO1114DBE010 300 | 2-mar.-12 | 6-mai.-12 6-mai.-13 14,855,410.49 2,031.19 103,561.64 22,006.71 4.4494 66,656,367.25 0.0000% 2.055%
RO1114DBE010 100 | 8mar-12 | 6-mai-12 6-mai.-13 4,994,282.17 623.69 34,520.55 833.40 4.4494 22,378,862.94 0.0000% 0.690%
RO1114DBE010 14 | 12-mar-12 | 6-mai.-12 6-mai.-13 699,911.02 86.41 4,832.88 12.58 4.4494 3,135,743.46 0.0000% 0.097%
RO1114DBE010 100 | 15-mar.-12 | 6-mai.-12 6-mai.-13 5,009,419.10 604.39 34,520.55 -1,300.85 4.4494 22,436,717.09 0.0000% 0.692%
TOTAL 668,925,362.70 20.621%

IX. Disponibil in conturi curente si numerar

1. Disponibil in conturi curente i numerar denominate in lei

. x Valoare Po_ndere in
Denumire banca curenti activul total
al OPC
lei

Alpha Bank 2,005.41 0.000%

Alpha Bank 886.51 0.000%

BANC POST 531.52 0.000%

Banca Comerciala Roméana S.A. 10,000.00 0.000%

Banca Comerciala Roméana S.A. 10,000.00 0.000%

Banca Italo Romena SpA 53.28 0.000%

Banca Romaneasca S.A. 4785 0.000%

Banca Romaneasca S.A. 208.51 0.000%

Banca Transilvania S.A. 182.65 0.000%

Banca Transilvania S.A. 162.31 0.000%
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BRD - GSG S.A. 3,777.05 0.000%

BRD - GSG S.A. 981.43 0.000%

CEC Bank 2,688.90 0.000%

Citibank Romania S.A. 33,685.34 0.001%

Citibank Romania S.A. 19,785.18 0.001%

Emporiki Bank - Romania S.A. 1,089.22 0.000%

ING BANK NV Amsterdam - Sucursala Bucuresti 1,141.21 0.000%

ING BANK NV Amsterdam - Sucursala Bucuresti 3,591.04 0.000%

INTESA SANPAOLO BANK 597.79 0.000%

INTESA SANPAOLO BANK 161.60 0.000%

MARFIN BANK ROMANIA 536.37 0.000%

MARFIN BANK ROMANIA 4465 0.000%

Millennium Bank 433.12 0.000%

Millennium Bank 528.74 0.000%

OTP BANK ROMANIA S.A. 1,209.60 0.000%

OTP BANK ROMANIA S.A. 464.00 0.000%

Piraeus Bank Romania S.A. 2,438.96 0.000%

Piraeus Bank Roménia S.A. 1,388.03 0.000%

Pro Credit Bank 674.72 0.000%

Pro Credit Bank 762.34 0.000%

Raiffeisen Bank 11,565.33 0.000%

Raiffeisen Bank 27,383.04 0.001%

RBS BANK ROMANIA SRL 199.19 0.000%

RBS BANK ROMANIA SRL 276.67 0.000%

UniCredit Tiriac Bank S.A. 503.41 0.000%

UniCredit Tiriac Bank S.A. 316.43 0.000%

Volksbank Romania S.A. 4,634.79 0.000%

Volksbank Romania S.A. 7,064.83 0.000%

TOTAL 152,001.02 0.005%

2. Disponibil in conturi curente si numerar denominate in EUR

Denumire banca Valoarg Curs valutar Valogre x aF::(:R/?JTrtitlgl
curenta BNR EUR/RON actualizata al OPC
EUR lei lei %

Banca Comerciala Roména S.A. 484.74 4.4494 2,156.80 0.000%
Banca Comerciala Roména S.A. 332.31 4.4494 1,478.58 0.000%
Citibank Romania S.A. 657.25 4.4494 2,924.37 0.000%
TOTAL 6,559.75 0.000%
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3. Disponibil in conturi curente si numerar denominate in USD

Pondere in
Denumire banca Valoarg Curs valutar Valo?re < activul total
curenta BNR USD/RON actualizata
al OPC
usD lei lei %
Banca Comerciala Romana S.A. 934.15 3.5360 3,303.15 0.000%
TOTAL 3,303.15 0.000%
X. Depozite bancare
1. Depozite bancare constituite la institutii de credit din Romania, denominate in lei
Denumire banca Da_t a Data . \_Ia_lqarf» Cr_e§_t ere °°"5“°'*3 Valoa[e :c(:ir:rﬁrtigl
constituirii scadentei initiala zilnica cumulata totala al OPC
lei lei lei lei %

Banca Italo Romena SpA 5-ian.-12 4-oct.-12 22,288,623.00 4,640.92 826,083.54 23,114,706.54 0.713%
Banca Italo Romena SpA 5-ian.-12 4-oct.-12 32,744,158.00 6,817.96 1,213,597.18 33,957,755.18 1.047%
Banca Italo Romena SpA 17-ian.-12 15-ian.-13 17,801,610.00 3,706.64 615,301.68 18,416,911.68 0.568%
Banca Italo Romena SpA 23-feb.-12 23-aug.-12 20,381,450.00 3,908.77 504,231.49 20,885,681.49 0.644%
Banca Transilvania S.A. 13-mar.-12 12-iul.-12 12,961,500.00 2,232.26 245,548.42 13,207,048.42 0.407%
Banca Transilvania S.A. 20-mar.-12 19-iul.-12 50,000,000.00 8,333.33 858,333.33 50,858,333.33 1.568%
Banca Italo Romena SpA 22-mar.-12 25-sep.-12 33,602,900.00 6,030.11 609,041.05 34,211,941.06 1.055%
INTESA SANPAOLO BANK 22-mar.-12 25-sep.-12 15,790,475.90 2,119.47 274,666.56 16,065,142.46 0.495%
Banca Transilvania S.A. 23-mar.-12 24-iul.-12 10,000,000.00 1,666.67 166,666.67 10,166,666.67 0.313%
Banca Transilvania S.A. 26-mar.-12 26-iul.-12 7,000,000.00 1,166.67 113,166.67 7,113,166.67 0.219%
Millennium Bank 30-mar.-12 2-iul.-12 27,330,000.00 4,972.54 462,446.38 27,792,446.38 0.857%
Millennium Bank 30-mar.-12 2-iul.-12 43,519,000.00 7,918.04 736,377.75 44,255,377.75 1.364%
Millennium Bank 3-apr.-12 2-iul.-12 20,524,500.00 3,734.32 332,354.37 20,856,854.37 0.643%
OTP BANK ROMANIA S.A. 9-apr.-12 10-iul.-12 50,000,000.00 8,904.11 739,041.10 50,739,041.10 1.564%
Banca Transilvania S.A. 24-apr.-12 23-aug.-12 7,330,500.00 1,221.75 83,079.00 7,413,579.00 0.229%
OTP BANK ROMANIA S.A. 30-apr.-12 31-iul.-12 35,000,000.00 6,232.88 386,438.36 35,386,438.36 1.091%
Banca Italo Romena SpA 3-mai.-12 7-aug.-12 15,270,000.00 2,719.32 160,439.59 15,430,439.59 0.476%
OTP BANK ROMANIA S.A. 3-mai.-12 7-aug.-12 39,900,000.00 7,105.48 419,223.29 40,319,223.29 1.243%
OTP BANK ROMANIA S.A. 3-mai.-12 7-aug.-12 15,999,982.00 2,849.31 168,109.40 16,168,091.40 0.498%
Millennium Bank 8-mai.-12 7-aug.-12 20,650,500.00 3,728.56 201,342.38 20,851,842.38 0.643%
Millennium Bank 8-mai.-12 7-aug.-12 10,326,000.00 1,864.42 100,678.50 10,426,678.50 0.321%
Banca Transilvania S.A. 15-mai.-12 14-aug.-12 17,000,000.00 2,715.28 127,618.06 17,127,618.06 0.528%
Banca Transilvania S.A. 17-mai.-12 16-aug.-12 14,014,000.00 2,238.35 100,725.63 14,114,725.63 0.435%
OTP BANK ROMANIA S.A. 29-mai.-12 28-aug.-12 10,000,000.00 1,780.82 58,767.12 10,058,767.12 0.310%
UniCredit Tiriac Bank SA 12-jun.-12 12-jul.-12 10,000,000.00 1,722.22 32,722.22 10,032,722.22 0.309%
UniCredit Tiriac Bank SA 13-iun.-12 12-iul.-12 13,000,000.00 2,238.89 40,300.00 13,040,300.00 0.402%
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Milennium Bank 14-un-12 13-56p12 15,000,000.00 281250 4781250 15,047 812.50 0.464%
UniCredit Tiriac Bank SA 19-un-12 194012 69,482,000.00 12,062.85 14475417 69,626,754.17 2.146%
OTP BANK ROMANIA S A. 20-un 12 194012 8,000,000.00 1,380.82 15,189.04 8,015,189.04 0.247%
Banca Transilvania SA. 2-un 12 24112 29,778,480.00 442541 4425413 29,822,73413 0.919%
Banca Transilvania SA. 26-un 12 27-sep-12 13,000,000.00 2112550 10,562.50 13,010,562.50 0.401%
Banca Transilvania SA. 26-un 12 27-sep-12 24,889,000.00 4,044 46 2022231 24,900.222.31 0.768%
MARFIN BANK ROMANIA 27-4un 12 4412 7519,000.00 151424 606697 752505697 0.232%
Banca Transilvania SA. 28-un 12 27-dec12 36,963,000.00 6,160.50 1848150 36,081,481.50 1140%
Banca Transilvania SA. 28-un 12 27-sep-12 726500000 118056 354169 726854169 0.224%
UniCredit Tiriac Bank SA 28-un 12 26-ul-12 10,000,000.00 173611 520833 10,005,20833 0.308%
Banca Comerciala Romana SA. 30-un-12 1iul-12 1120131175 1,278.82 1,278.82 11202,59057 0.345%
Banca Comerciala Romana SA. 30-un-12 1iul-12 13,442,25026 1534.66 1534.66 13,443 78492 0.414%
TOTAL 828,870,437.22 25.552%
XIl. Instrumente financiare derivate negociate in afara pietelor reglementate

1.1. Contracte forward EUR/RON

Contraparte Cantitate Tip D?t.a_ _ Data _ Pre;_de Curs valutar Curs f’rofitl Valoa[e ;‘:Rﬁr&t‘;
contract achizitiei scadentei exercitare BNR EUR/RON forward pierdere totala al OPC
EUR le le o le le %

Erste Group Bank AG 3200000 | vanzare giul11 44 45435 4449 4.8367 02932 193824000 20.0289%
Erste Group Bank AG 2130000 | vanzare ul-11 44 46000 4449 4.8367 02367 504,171.00 20.0155%
Erste Group Bank AG 2,000,000 | vanzare 120111 13-aug-12 44125 4449 44754 200629 2125,800.00 20.0039%
Erste Group Bank AG 2,050,000 | vanzare 25111 23-aug 12 43630 4449 44814 01184 24272000 20.0075%
BRD-GSGSA. 3262750 | vanzare 2700t 11 12-n0v12 44875 4449 45281 20,0406 13246765 20.0041%
oo BANK gm:zzierdam - 1000000 | vanzare 9-ian.-12 9-ian.-14 46580 4449 47437 00857 -85,700.00 0.0026%
qo BANK gycﬁrr;‘;:frdam - 7800000 |  vanzare 12-1an.-12 15-ian.-14 46515 4449 47470 00955 74490000 0.0230%
g“u%u??aﬁ': g‘mg;:frdam - 4000000 | vanzare 17-4an.-12 19-ian.-15 47915 44494 4.9091 0.1176 -470,400.00 0.0145%
BRD-GSGSA. 1300000 | vanzare 174an-12 22-an13 44760 4449 45659 200899 -116,870.00 20.0036%
Citibank Romania SA. 3250000 | vanzare 27712 31-ian-13 44705 4449 45582 00877 -285,025.00 10.0088%
Citibank Romania SA. 3157000 | vanzare 34eb12 7-eb13 44635 4449 45613 00978 -308,754.60 20.0095%
g\‘ufu‘fé\a']': g‘mg;:frdam : 1,500,000 vanzare 7-feb.-12 7-feb.-13 44720 4.4494 45613 -0.0893 -133,950.00 -0.0041%
plo BANK gmr';‘;ierdam - 600,000 |  vanzare 7-feb-12 7-aug.-12 44000 44494 44711 00711 -42,660.00 0.0013%
Citibank Romania S A. 1500000 | vanzare 13-feb 12 15-feb-13 44660 4449 45649 20,0989 -148.350.00 20.0046%
oo BANK gmg;:ierdam - 3900000 |  vanzare 13-4eb.-12 14-aug.-12 43970 4449 44750 00780 -304,20000 0.0094%
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Erste Group Bank AG 1000000 | vanzare 16-feb-12 22un-15 47760 4449 4.9686 0.1926 -192,600.00 20.0059%
Citibank Romania S A. 1000000 | vanzare 17-eb 12 211eb-13 44743 4449 45676 20.0933 -93,300.00 20.0029%
ING BANK NV Amsterdam - 2,080,000 |  vanzare 29-feb.-12 30-aug.-12 43970 4.4494 44837 -0.0867 -180,336.00 0.0056%
Sucursala Bucuresti
ING BANK NV Amsterdam - 1600000 |  vanzare 29-feb.-12 28-eb.-13 4.4640 4.4494 45707 0.1067 -170,720.00 0.0053%
Sucursala Bucuresti
ING BANK NV Amsterdam - 5000000 |  vanzare 1-mar.-12 3-s6p-12 43990 4.4494 44857 00867 43350000 0.0134%
Sucursala Bucuresti
ING BANK NV Amsterdam - 680,000 |  vanzare 15-mar.-12 15-mar-13 44790 44494 45773 00983 -66,844.00 20.0021%
Sucursala Bucuresti
ING BANK NV Amsterdam - 3,000,000 vanzare 19-mar.-12 19-mar.-13 4.4885 4.4494 45790 -0.0905 -271,500.00 -0.0084%
Sucursala Bucuresti
ING BANK NV Amsterdam - 7470000 | vanzare 19-mar.-12 19-sep.-12 44285 4.4494 44937 0.0652 -487,044.00 0.0150%
Sucursala Bucuresti
ING BANK NV Amsterdam - 3500000 |  vanzare 21-mar.-12 20-sep.-12 44295 4.4494 44942 -0.0647 -226,450.00 0.0070%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2000000 | vanzare 23-mar.-12 25-5ep.-12 44225 4.4494 4.4966 0.0741 -148,200.00 0.0046%
Sucursala Bucuresti
ING BANK NV Amsterdam - 1100000 |  vanzare 26-mar 12 26-s6p.-12 44135 44494 44971 00836 -91,960.00 10.0028%
Sucursala Bucuresti
ING BANK NV Amsterdam - 1500000 |  vanzare 28-mar 12 26-s6p.-12 44245 44494 44971 00726 -108,900.00 10.0034%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2,000,000 vanzare 28-mar.-12 26-mar.-13 4.4850 4.4494 45820 -0.0970 -194,000.00 -0.0060%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2200000 | vanzare 4-apr-12 8-apr.-13 44845 4.4494 45877 01032 -227,040.00 0.0070%
Sucursala Bucuresti
Erste Group Bank AG 2,000000 | vanzare 16-un-11 6-mai-14 46430 44494 4.8073 201643 -328,600.00 20.0101%
ING BANK NV Amsterdam - 1520000 | vanzare 8-mai-12 8-aug.-12 44345 4.4494 44717 0.0372 -56,544.00 0.0017%
Sucursala Bucuresti
Erste Group Bank AG 7,000,000 | vanzare 17-un11 13-un-14 46449 44494 48277 0.1828 -1,279,600.00 20.0394%
Erste Group Bank AG 2,000,000 | vanzare 5-iul-11 6-mai-14 44960 4449 4.8073 03113 650,617.00 20.0201%
Citibank Romania S A. 3135000 | vanzare g-mai-12 13-nov-12 44640 44494 45211 -0.0571 -179,008.50 20.0055%
ING BANK NV Amsterdam - 4188000 |  vanzare 9-mai-12 8-nov.-12 44840 44494 45186 00346 -144,904.80 -0.0045%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2617500 | vanzare 14-mai 12 14-10v.12 45040 44494 45216 00176 -46,068.00 20.0014%
Sucursala Bucuresti
Citibank Romania S A. 1567500 | vanzare 17-mai-12 21-aug 12 44855 44494 44788 0.0067 10,602.25 0.0003%
Citibank Romania S A. 1000000 | vanzare 18-mai-12 22-aug-12 44890 44494 44793 0.0097 9,700.00 0.0003%
Citibank Romania S A, 1000000 | vanzare 31-mai-12 5-sep-12 45150 44494 44867 0.0283 28,300.00 0.0009%
ING BANK NV Amsterdam - 5225000 |  vanzare 31-mai-12 3-sep-12 45162 44494 44857 00305 159,362.50 0.0049%

Sucursala Bucuresti

17




ING BANK NV Amsterdam -

( 5205000 |  vanzare 18-iun.-12 18-dec-12 45670 4.4494 45378 0.0292 152,570.00 0.0047%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2100000 |  vanzare 20-un.-12 20-sep.-12 45175 4.4494 44942 0.0233 48,930.00 0.0015%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2500000 | vanzare 18-iun.-12 18-dec-12 45625 4.4494 45378 0.0247 61,750.00 0.0019%
Sucursala Bucuresti
Citibank Romania S A. 1000000 | vanzare 31-mai-12 5-sep-12 45150 44494 44867 0.0283 28,300.00 0.0009%
Citibank Romania S A. 1567500 | vanzare 17-mai-12 21-aug 12 44855 44494 44788 0.0067 10,602.25 0.0003%
ING BANK NV Amsterdam - 5225000 |  vanzare 8-mai-12 8-aug.-12 44345 4.4494 44717 00372 -194,370.00 10.0060%
Sucursala Bucuresti
Citibank Romania S A, 3300000 | vanzare 27-apr12 2-aug 12 4.4160 44494 4.4683 00523 172,590.00 20.0053%
ING BANK NV Amsterdam - 1,050,000 vanzare 13-apr-12 16-iul.-12 4.3940 4.4494 4.4584 -0.0644 -67,620.00 -0.0021%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2,060,000 |  vanzare 12-apr.-12 13-iul-12 4.3965 4.4494 44567 -0.0602 -124,012.00 0.0038%
Sucursala Bucuresti
ING BANK NV Amsterdam - 6,600,000 |  vanzare 26-mar.-12 26-sep.-12 44135 4.4494 44971 0.0836 551,760.00 0.0170%
Sucursala Bucuresti
ING BANK NV Amsterdam - 9500000 |  vanzare 23-mar.-12 25-5ep.-12 44230 4.4494 4.4966 00736 -699,200.00 0.0216%
Sucursala Bucuresti
ING BANK NV Amsterdam - 6,300,000 |  vanzare 20-mar 12 22-mar-13 44900 44494 45803 00903 -568,890.00 0.0175%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2500000 | vanzare 9-mar-12 11-mar 13 44620 44494 45755 01135 -283,750.00 -0.0087%
Sucursala Bucuresti
ING BANK NV Amsterdam - 450,000 vanzare 29-feb.-12 28-feb.-13 4.4640 4.4494 45707 -0.1067 -48,015.00 -0.0015%
Sucursala Bucuresti
Citibank Romania S A. 1000000 | vanzare 14-eb 12 19-eb13 44683 44494 45667 20.0984 -98,400.00 20.0030%
ING BANK NV Amsterdam - 5,600,000 |  vanzare 13-9eb.-12 14-aug.-12 43970 4.4494 44750 -0.0780 -436,800.00 0.0135%
Sucursala Bucuresti
BRD - GSG SA. 3100,000 | vanzare 8-feb-12 11-eb13 44665 44494 45631 -0.0966 -299,460.00 20.0092%
Citibank Romania S A. 6,500,000 | vanzare 39eb-12 7-4eb-13 44635 44494 45613 20.0978 635,700.00 20.0196%
ING BANK NV Amsterdam - 3,500,000 |  vanzare 3feb.-12 3-aug.-12 43925 4.4494 4.4689 0.0764 -267,400.00 0.0082%
Sucursala Bucuresti
Citibank Romania S A, 3500,000 | vanzare 27-an 12 31-an13 44705 44494 45582 20,0877 -306,950.00 20.0095%
BRD- GSG SA. 5450,000 | vanzare 247an 12 27-an-14 46395 44494 47444 20.1049 571,705.00 20.0176%
ING BANK NV Amsterdam - 5000000 |  vanzare 24-ian 12 24-iul.-12 44065 44494 44631 -0.0566 -283,000.00 -0.0087%
Sucursala Bucuresti
Citibank Romania S A, 2105000 | vanzare 23-an-12 12-nov-12 4.4585 44494 45206 20.0621 -130,720.50 20.0040%
ING BANK NV Amsterdam - 13585000 |  vanzare 12-4an.-12 27-nov-13 46285 44494 47203 00918 -1,247,103.00 0.0384%
Sucursala Bucuresti
Erste Group Bank AG 5,262,500 vanzare 27-oct.-11 12-nov.-12 4.4840 4.4494 45282 -0.0442 -232,602.50 -0.0072%
Citibank Romania S A. 1000000 | vanzare 1sep-11 6-sep-12 43780 44494 44872 20.1092 -109,200.00 20.0034%
Erste Group Bank AG 1025000 | vanzare 25.ul-11 23-aug-12 4.3630 44494 44814 01184 -121,360.00 20.0037%
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Erste Group Bank AG 2,100,000 vanzare 19-iul.-11 17-aug.-12 4.3610 4.4494 44778 -0.1168 -245,280.00 -0.0076%
Erste Group Bank AG 2,105,000 vanzare 5-iul.-11 12-nov.-12 4.3290 4.4494 45282 -0.1992 -419,316.00 -0.0129%
Erste Group Bank AG 2,105,000 vanzare 29-iun.-11 19-aug.-13 4.4825 4.4494 4.6674 -0.1849 -389,214.50 -0.0120%
Erste Group Bank AG 5,225,000 vanzare 27-iun.-11 29-nov.-13 4.5420 4.4494 47223 -0.1803 -942,067.50 -0.0290%
Erste Group Bank AG 4,500,000 vanzare 17-iun.-11 13-iun.-14 4.6449 4.4494 4.8277 -0.1828 -822,600.00 -0.0254%
Erste Group Bank AG 2,100,000 vanzare 10-iun.-11 29-nov.-13 4.4620 4.4494 47223 -0.2603 -546,630.00 -0.0169%
TOTAL -20,467,743.55 -0.631%
1.2. Contracte forward USD/RON
Contraparte Cantitate Tip Data Data Pret de Curs valutar Curs Profit/ Valoare :c(:ir:l?ﬁrtitlgl
P contract achizitiei scadentei exercitare BNR USD/RON forward pierdere totala al OPC
usD lei lei lei lei lei %
Citibank Roménia S.A. 2,000,000 vanzare 7-feb.-12 11-feb.-13 3.3945 3.5360 3.6304 -0.2359 -471,800.00 -0.0145%
ING BANK NV Amsterdam - 3100000 | vanzare 6-mar.-12 6-mar.-13 3.3860 35360 36368 02528 783,680.00 0.0242%
Sucursala Bucuresti
ING BANK NV Amsterdam - 5300000 |  vanzare 9-mar.-12 11-mar.13 3.3640 35360 3.6406 0.2766 1,465,980.00 0.0452%
Sucursala Bucuresti
ING BANK NV Amsterdam - 5000000 |  vanzare 16-mar.-12 18-mar.-13 34235 35360 3.6431 0.219 1,098,000.00 0.0338%
Sucursala Bucuresti
ING BANK NV Amsterdam - 2,120,000 vanzare 4-apr-12 5-0ct-12 3.3430 3.5360 3.5794 -0.2364 -501,168.00 -0.0154%
Sucursala Bucuresti
Citibank Roménia S.A. 6,405,000 vanzare 17-mai.-12 21-aug.-12 3.5305 3.5360 3.5600 -0.0295 -188,947.50 -0.0058%
ING BANK NV Amsterdam - 5337500 | vanzare 17-mai 12 17-aug.-12 3.5305 35360 | 35562 0.0277 147 84875 0.0046%
Sucursala Bucuresti
ING BANK NV Amsterdam - 6405000 | vanzare 22-mai.-12 22-n0v.-12 3.5420 35360 | 35092 0.0572 -366,366.00 0.0113%
Sucursala Bucuresti
TOTAL -5,023,790.25 -0.155%
XIIl. Instrumente ale pietei monetare, altele decat cele tranzactionate pe o piata reglementatd, conform art.101 (1), lit.g), din Legea nr.297/2004
1. Contracte de report cu instrumente financiare emise de administratia publica centrala
Pondere in

. T Tipul de Nr. titluri Data Data Valoare Crestere Dobanda Valoare . - . total Pop dere in

Seria emisiunii . h P x TP ST < < Banca intermediara instrumente activul total
instrument detinute achizitiei scadenta initiala zilnica cumulata totala ale al OPC
unui emitent
lei lei lei lei % %

RO0813DBN027 | Reverse Repo 3,132 20-iun.-12 24-iul.-12 32,606,732.70 5,343.88 53,438.81 32,660,171.51 | Piraeus Bank Romania S.A. 0.0001% 1.007%
RO0912DBN076 | Reverse Repo 580 5-iun.-12 5-jul.-12 6,321,290.05 1,035.99 | 26,935.72 6,348,225.77 | Piraeus Bank Romania S.A. 0.0000% 0.196%
RO0912DBN076 | Reverse Repo 688 5-iun.-12 5-jul.-12 7,498,357.86 1,22890 | 31,951.34 7,530,309.20 | Piraeus Bank Romania S.A. 0.0000% 0.232%
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RO0914DBN049 | Reverse Repo 2,800 28-iun.-12 26-iul.-12 31,226,723.50 494423 | 14,832.69 31,241,556.19 | Piraeus Bank Romania S.A. 0.0001% 0.963%
RO1015DBN010 | Reverse Repo 2,500 20-iun.-12 24-iul.-12 25,017,437.53 4,100.08 | 41,000.80 25,058,438.33 | Piraeus Bank Romania S.A. 0.0000% 0.772%
RO1113DBN047 | Reverse Repo 1,246 26-iun.-12 26-iul.-12 13,006,556.59 2,059.37 | 10,296.86 13,016,853.45 | Piraeus Bank Romania S.A. 0.0000% 0.401%
RO1113DBN047 | Reverse Repo 1,533 26-iun.-12 26-iul.-12 16,002,448.84 2,633.72 | 12,668.61 16,015,117.45 | Piraeus Bank Romania S.A. 0.0000% 0.494%
RO1114DBNO11 | Reverse Repo 3,000 5-un.-12 5-iul.-12 31,236,654.81 5,119.34 | 127,983.52 31,364,638.33 | Piraeus Bank Romania S.A. 0.0000% 0.967%
RO1114DBNO11 | Reverse Repo 1,623 28-iun.-12 26-iul.-12 16,976,500.43 2,687.95 8,063.84 16,984,564.27 | Piraeus Bank Romania S.A. 0.0000% 0.524%
RO1214DBN027 | Reverse Repo 2,970 5-un.-12 5-iul.-12 29,928,702.54 4,904.98 | 127,529.53 30,056,232.06 | Piraeus Bank Romania S.A. 0.0000% 0.927%
TOTAL 210,276,106.56 6.482%
Evolutia activului net gi a VUAN in ultimii 3 ani
AnT-2 AnT-1 AnT
Activ net 737,353,426.53 1,059,914,470.27 3,239,783,381.91
VUAN 13.6123 14.7933 15.8317
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